RRTCHBERETZ B —FFH

BEREEN
2y:<)

2024 £

5‘42

W3 & (FOF)
FEHRE

2024 12 A 31 H

EEEEAN: RETHEESEEGRAF
ESAEAN: BERITROARAA
20254 1 H 21 H

WS H H -



KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

§1 BEERR

S E N (T 2 S S AR A BT R R A 1 R IR 5 S PR o F A,
T H P AR BT S M AR AN B B AT
SHUE ASOBEAT IR A IR A AR A & A AME, T 2025 48 1 3 17 BT Ay
I S54RI AL A S R, (RE ST R R AR i PR R
H AR

S N RCHE DI (35 P« B9 R T 0SB R PRI e e, (B (I 4 — S R

S MBI RE R KT A A, RV 0 R oS Bl A7 A
S REATL B

A R 4 R R G

AEIAA 2024 410 H 1 Hilg® 12 A 31 Hik.

i

§2 &= AR
F L THIFR RREZREFE FERFERS (FOF)
Fe 4 FAUY 017325
H BT LTI R
HEEEFAERH 202342 H9H
A5 IR FE G 4 45 130, 023, 391. 88 {4
¥ Hir I G 7 PR ) AU PR AF B = i s M b, il e & 5 e

2 1T 8 e A0 T8 4, 454 O SR 25
BRI A5 S A TR B AL, o e A e i K MR R 18

% SRms AR 4R FH H b XURS: SRS A5 1%, G0 3o 42 1) 4% 2 8 7= (R 43 8 LA e ik e
T B Eb A5 467 X 258 20 PR skl E R e, I 0 4 70 240 50 A5 o Kl s
IR, SEELFRE P MK R G (. AR S R B br XU S, AR
PR 2 2 7 () S M L B Lok e U 7K o AR 4 H AR 24 25%
B ST s & tm Y Sy SRS ' Gt S g | W= M2 1 ) B R E % N B
5% CHPAN 25 28 %8 P~ B LBl f s T 22 30%), NiFANEEE 10% CRIRLER
R i B AT 2 15%)

Mk G EL A FIE AR B s R X 80%+1 T 300 & il 2k R X 20%
DS YA 2 45 AR RIS R GG PR G, 2 HARXS R 51 FOF 1Az (8 i,

FEPUIc s A0 ARG KT PG EAR TR B G, B R b I,
m TR S fir Rt erhite., mmipdte., mAEed
He.

HEEHA ARARCH A AR A A
HEtEA STIBERAT AR A PR 2 7]




KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

§3 FE SFIEtR AR S ERI

3.1 FEM &

Hfz: AR

st Il Es N & (2024 4510 A 1 H-2024 4F 12 A 31 HD

L A LB e 1, 858, 216. 00
2. AR 72, 215. 29
3. AT 3815 & A AU WA 0. 0005

4 R IR e B E

120, 416, 945. 83

b WA A0 BFE

0. 9261

e 1o A E B s fa i S AR RO © R it

BRAHSS 2R AR A, AR A3 SR e n_E A< 2 Fe (B A8 st a -
2 PRI e SRR A B A NNWESE 53 SR & T3, TN e Priicat AR 28T

HAebe N CAE A e EAR ST 1

Fr 5507
3.2 &R ERI
3.2. 1 & MBI ERKR L5 RV S LR e 2 1
N e
HHEBK R | B EEKR | LGt
i Bt o ‘ HRHER | O—06 @—®
® FREZED | HIREERO
HEE®
HE=1MH 0. 09% 0. 30% 2. 16% 0. 35% -2.07% -0. 05%
T EANH 1. 46% 0. 25% 6. 44% 0. 32% ~4. 98% -0. 07%
x4 1. 03% 0. 31% 10. 37% 0. 26% -9. 34Y% 0. 05%
H & AT
~7. 39% 0. 35% 11. 00% 0. 22% -18. 39% 0. 13%
R E A

3.2.2 AEE A RAM RIS RHHEM KERARZ XS RS R AR
RBF IR



KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

TREFRRIFE—FEFFIRS (FOF) RiTPEKRSFEINVGELRE SR

R H s E BT ELE

12. 00% .

9. 00% A et

6. 00% '

et A

3 UU‘:.-J o l_;__,v-_f—.._‘»"’

0. 00% {Pad fﬁ}&ﬁkﬁ;‘_ww- TN e

-3. 00% Mo g™

6. 008 K’Jﬁ“v\—

- 0 My e )

g £
-9.00% v\. ‘-\\’\“ . /4WVWW’
-12. 00% W\
o [ o [+ 5] ] oo [ag] o =+ = =+ — Bal I ] o [ [ag] oo —
(=) — od od (=] (=] — — (o] o (=) — — (o] o (=] (=] — — o
L G I
(=] (=] =] (=] (o] (o] (o] — -— — (=] =] =] (o] (o] (o] (o] -— -— —
O T
o o o4 o4 o4 o4 o o o o o o4 o4 o4 o4 o o o o o
(=] (=] (=] (=] (o] (o] (o] (o] D (=] (=] (=] (=] (o] (o] (o] (o] (o] (o] (o]
o o o4 o4 o o o o o o4 o4 o4 o o o o o o4 o
—RREERBFE—FHEES (FOF) RiteEIEKE

—RPEZFREREZ—FRHEREES (FOF) ZitllSaElE®

T ARG G DY BT AT SRR R S & (M QDIT S MA I iIA L)
AT L BIAMIR T BE G 27 (1 80%. #305T T-IESRE, M S AUk <, VR A Y L Mg it B < (5 I ot T B 2
MG ETF) A3 G 0 O LL B & v AN 30%, $e8 1 r wh k& (5 i b 0 Be i e A3 4 ETF) 1Y
B G AT AR ST 10%. ARGE eI RS S FRAENH (202342 59 H) &6
MH, BRI, ARG % R BT H B A B EE G A [ RLE B35 LU

3. 3 HAbIets
I
§4 BEHEAIRE
4.1 BE&4HE (HESZLE/PH) ®H
(AL 1L 2 TR | 122 Al .
Bl B
B RS T omne [ smnm | EW ved
T T A2 TG I 2R 2T o AT R ARAT
BT IR A B P B AR T B 5
g@ﬂq$%$m2m4¢5ﬂ9 ) pee [POOI T REIMA IR AR B T3
T ez H PUAMH LT, 2024 4F 4 F KRR
T A AT IR A ], BT AR AR B
ST IR A T A E A A

4. 1. 1 IR FAERE R E B R B LB E -2 B F R E K AR
IR, AR eI o2 PRG5BS R A B 15 0L
4.2 BN R A AR S a3 18 00 A B B

%400 3k 11T

7N




KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

AN, AEEEHNRET QEFRTE S MEMARIEEEN. EeaFRK
AR, MRISE . BUR Tt A m i SR U A BEAE 2R e 7, oA T 2 10 0
FrA N HIAT

4.3 AP HERHHA

4. 3. 1 AP35 | B AT L

WA, ARSEHNRIAT T GEFRRESE AR AT HHERFEL) &5
TR 5] P38 Gy ) BE (e, 3@ i RGN 2507 3078 &5 21T P d 58 5 A P 3AT, H
RN E BRI P AR A SR A T

4.3.2 RERZ TR E U

WE N RE A G AR E LT A

WEWIA, A RRAES SRS P A TS0 R H R IA5E 5 A M B0 58 5y ARl i
LS 2 H AR 5%,

4. 4 & HAN FES BB R RIE /R

2024 DU, A RTTHRARTE S AR SR IE, BESE AR AE RN AT R NMER
Ak, DU . HHE 2000 FHEI 50 45 A FRFR /N K XA B B SRR, L IE 50 ARk
(KA AR R IVE 5 o ITEIEIRECRIVE, J719 4 Ay LUFFRE. JP R 3004 BNV AR ) U2 [1]
AN 1. 62%. 0. 46%, —2.06%. ~1.54%. MATIRIE, BT =TV A EE. 48,
HLF, BRIER SRS AR SRR R RIRH K IR R B A, I
F MR R I )

I, FRRRMEIRE. AXTURai i HArR, BEEHE™I7m, JERIRTT 7 ah, Xk LAY
A B T 0 B P, I B TN KR B, TR =TT T, 2 R B AR U AT A
SPEOFIR FATHEERMR, W THREREN LR, BRI T HE AMBTHIH. &M%
FETT, RPESHHT T E, TERRAG WA FER . STk T IERGE

JEBJGET, BATSBE T IA R RN, ERHBOR. W BBORREING R 2 W H 5, 2025
LT EAAREITE, BT 22 AU R IR RSkl 2, 8 F] 9-10 H s Kim Lk,
SR SERIBCATE Sy, HOh B 4R B Y, KR FATRIRE /. 164k, 9 ALK,
WAt T R AT 1 1 T FE B AR P B S ik, 3G R T T B AR T A BRI XU (i 4 1
. 2025 4F, AP LR EE. S E E . HRN TSNS . B,
2025 FEULAE A A « BNHTOR, TE2R4 2024 R BFEAG, TR T S22 5 Ak 7R El s

% 500 Hk 11 3T



KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

i RE ST BRI e, R RSN I RN oA 4L A 3R A e it

4.5 |EHNES KNSRI
BT A R AL SR E N 0. 9261 T0; AHE HIIE S 80AEIE K- 20 0. 09%, k4%
RIS 25 2R 2. 16%.

4.6 MEMN R SIFA ANBERES T HETE BN
AN, ARSI (ATFFAUER R S IR B0+
s o RN, A SR IR

§5 MEHEWME

5.1 IREWREEHEAHEHEN
e i H & ) RS BT )
1| B AR ss - -
Hrp KR - -
IR 107, 455, 333. 52 88. 61
[#] 5 AL 7 $L % 6, 046, 569. 86 4. 99
Hrr: fiige 6, 046, 569. 86 4.99
B SCRFUE SR - -
LG JE A - -
jiﬁ Tﬁiun&(ﬁ n ]
SENIREE G iy - -
Horpre S LRI Y 6 R B 4Rk E
AT ARG H /AT A1 5, 938, 409. 43 4. 90
HAh 5= 1,833, 001. 76 1.51
it 121, 273, 314. 57 100. 00

5. 2 WMEMIRIEIT W RO ERFAS

>$

| O1 | >
D

-y

5. 2. 1 MEHIRIBATIL 0 RAIBRABRERRAE
ARBE G AR IRARFFA B

5. 2. 2 MEHIREBAT I KRB ER R R ERRAE
AT G AW AR AR FFABRIB B B
5. 3 WARAE A FOMHE o 2 S 1R E LB RN R B B 4

5. 3. 1 #EWIRIE A SOYHE 5 Z S B =8 LB KD HEF BT BT 48 B B R 4
AF EAIRE AR AR A B -

% 600 #1131



KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

5. 4 MEHIRE G MM RN BFRRAS

g

7% kAl

KRHE O

RS R HFE ] (o)

1

X i

6, 046, 569. 86

2

et SRR

3

SRl iR

Hrb: BORME SR

b fiFF

Alb A IR BT o

ISR

A CRTAZ )

[F b A7 5

O [0 ||| O |

HoAh

10

it

6, 046, 569. 86

5.5 ME AR A RMME G2 & T 3E LI R/NEEFF BB 142 e 8UR A 40

F5 |G | BERAR [BE G | ARME Co) | HEEEEERE G
1 019749 | 24 [Hfit 15 60, 000 6, 046, 569. 86 5. 02

5. 6 WEHIRIZ A RAMME GRS H 7 5E E B R /NEEFF BRI 148 B RAEF 3R
LR
ARSI GAR A IR RFFAT B SRR SR -

(9]

(9]

(9]

(9]

(9]

(9]

(9]

LT RERREA A E SR ST AHE AN IR LA R e B IR E WA
ARG WIRARFFA S & /I

- 8 AR LA SO E 5 2B E B 7= 38 H I K/ HERF BT T A BGE B 3% I 40

AT G AWM IRARFFA B

-9 MEHIRA S E KBS B3 5 18 5 i

- 9. 1 IMFHIRAE S BB R R A1 35 B 40

ARSI GAIR G IR R A B0

. 9. 2 AR SH BB IR HBHEBUR
AIE AR AR AR FFAT AR M 0

10 AR A2 S B F K B FUH A5 18 5L i

. 10. 1 A E R R B R BUR

ARSI GAIR G IR A E U0

% 70k 11




KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

5.10. 2 MEHIRFE S FF K B FUH R Mt 4
AHE G AR AR AR A EH 0T

5. 10. 3 A3 E {5 BA B2 B FZ VEAN
AR HE A AR A AR R R E AR5

5. 11 BB H AR

5.11. 1 AE SR EM BT +HIEFHIRIT A AR T IR R ERT I ILRAE, =
G Hi Hl—FEARBI AT ER . LTHEE
AEE G BB RIRT A4 UL TR B AAT AR A A N 0 1T S U A AR AR R 5 A ) H T4

WR2BIRIFEST. AT

5. 11. 2 BERF AR B BEL T HES & FINE 1 &% R
A G AR WA R R

5. 11. 3 FANBE=HIR
5 4K S8 O

o
d

1 ARIE 4 27, 253.70
ISCUE 7 7 S K 1, 805, 748. 06
INEhgil -

Oz YA -

R -

HoAth RS _
HAh _
P 1,833,001. 76

QO N | |O | ]WwW ||+~

5. 11. 4 R EWIRFFA B4 THBOH R TS 657 4
AT A AR FFAT Wb+ F B 0 AT 555 -

5. 11. 5 5 HHR AT+ 42 B = P AFFE T8 32 FR 15 40 1 35 B
AR B4 AR WA AR A LE BT 142 2 o o 7 S8 2 R 5 0o

§6 ZEHHESE
6. 1 MEMRLA RWME EZE ST = HEH K/ ERF T+ 2 EESBEHA
e | BeRim | Hesmk | BENR %ﬁ%ﬁ(ﬁ»&ﬁﬁﬁ(ﬁ»@%ﬁti&iﬁ
Bl () | R
NFBETT

% 8 #1131



RARICHE SRt Bl — R RS ME ST 4 (FOF) 2024 £58 4 ZERE
Frig R
He
E&l $JJZ\ 1 T
1 008030 ME% *ﬁi%mw, 577, 497. 36|11, 386, 675. 91 . 46 2
5 =
Gty | LT
2 006758 ME%@ RETTFI 10, 523, 984. 41|11, 249, 086. 94 . 34 2
5 =
s |32 5 T
3 511360 o 91, 000. 00]10, 113, 467. 00 . 40 7
%GR ETE = (ETF) -
RS | BRATHF
4 003978 9, 680, 618. 0710, 089, 140. 15 .38 7
Tt A = g
4 T $JJZ\ 1 T
5 007888 sz%ﬁ RETTFI 8,985, 121. 14 9, 702, 133. 81 . 06 2
5% A =
IRBRAR |, X
Vsbiyl
6 011983 |35 ‘FH 4 ﬁ’ﬁiﬁm 7,150, 556. 12 7, 962, 144. 24 .61 5
e A
S atif | 39 B FFg
7 270049 a fi%‘ RAZTTHL 4,607, 177.19 5, 767, 725. 12 .79 7
T4 C Y
e Fepr—r—
8 004705 Fﬁf‘ﬁm RAZTTHL 4,317, 985. 88 5, 201, 877. 59 .32 7
Tidr A Y
SITIEAE | RLTTF
9 000033 9 4, 169, 050. 92 4, 766, 059. 01 . 96 7
s & -
ST |4 R T
10 019894 EAL%J RAZTTH 1,222,561.52 2,679, 854. 85 .23 7
BEC =
6.2 {5 RFEEREETEMTH
Ho. T REARSEEN
HAZRH 2024 4F 10 H 1 HE 2024 . N
TiF ik . jﬂ fa A SR
SR
MR G IS AR IR (0D 8, 382. 06 -
MRS G FE A B[R] 3 (6D 49, 328. 52 -
AR a7 A I N S A A
. 22, 683. 50 -
%527 (o)
\/H - % = I 4t
é”}ﬁ?ﬁ P ENNIATER 132, 510. 28 25, 333. 50
OB
\//ﬂ; - % > I < P
éﬂﬁﬁ S RIN AT 30, 758, 61 8, 444, 49
OB
MR G I G RS 5 2 () 2, 535. 65 -
PRI RS RN ST E RS . MR RS AR E RS . MR
L AERIN ST E R, RARIEP IR I S S SRR I S 3 & A R4 e TR
AT . Z=T5 AR R R 3 & A H L2 C 2 NI i AR L & R 0%

H, ARSI A RS E A, AR RA IS5 .

%90l #1113




KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

RIEARTIEAEIM ARG EFNLE, EeEEANIEE TR a1 E 58
BHARBE G AR SO G h B A BB, BT AR B rh B G R B SR
B AR OO 5 T B G A 9 . SR BN IS RIS G I F I B 5 8 PR HoAh e < HY) (ETF
BRARD, N B U TE W AR W 9l L TR B CHZ IR S, e R SR U 408
W IR NSRS B B R B I ER AN ) A AR SS PR A S, A R B L R[] S AE S
O TBEIEII 4% E R AT, 8 R S5 Bl b A < PN AR B 35 < A AR 3 A I B

-

6. 3 ARG HIFH NESRENEXREHEL

.
§ 7 FFHRREESHTERT)
ST Ay
e 15 A A 35 4 4 B A 148,971, 774. 91
15 HA A 7] S5 4 s HR I 7 40 97, 433. 80
el S SR A 3 4 R R [B] 47 19, 045, 816. 83

i A R 2 235 0 R BN A (3 AR
/DPL“=7 3EA))
15 A A AR I 4 1) LR A 130, 023, 391. 88

TE: S H IS AR PR AN ERE R4 B 4 A T

§8 HEEHEANCHABEFRERBELAEEENR

8.1 REEHEARHAESHFRFIL
BEAFLKR, HeEHATIEHEA RS RATESEL.

8.2 & EHEANZHERRERRAR ST Z WA
WEAFEAR, REEHANLISHEA R SRR ALERHIL.

§9 IR E FRN M EREFR

9. 1 REMANE—BREFRFAESHBLHIEBIEGERT 20557 1F 5
AT AR I T BB R 2 e L)k B sl 20% 015 O«

9.2 MR EE JRNMERGER

o100 & o113



KA HIE AT E B — FRA R S G rh R e (FOF) 2024 SF58 4 R

§10 HEEXHHEHZF

10. 1 F#EXHFEF
1o A EE 2 e Ty AR i 4 B4R I ST

2. CRAGCHEZZREIRE His—FRra R G HE e T RE (FOF) EEGR) ;
3. (CRENCHZBFRMEIFE Hir—FA RS ML EE (FOP) ITLEHID ;

S

v RGNS BEALE . B
v BEEFEE NS BARIE . B R B
v AR A TR IR A

()]

(o))

10. 2 FFHGH A
S SERCT E A SE A R AL hE (R E R 5 X R 9 5 50 2.

10. 3 &P H R
B T B B A0 AL B3 S B 46 S . SO TR, T
IR 1] R 45 S 0 ST SRS E

RBICEEGERFRATR
202541 A 21 H

FoLo k11 m



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 基金中基金
	6.1 报告期末按公允价值占基金资产净值比例大小排序的前十名基金投资明细
	6.2 当期交易及持有基金产生的费用
	6.3 本报告期持有的基金发生的重大影响事件

	§7 开放式基金份额变动
	§8 基金管理人运用固有资金投资本基金情况
	8.1 基金管理人持有本基金份额变动情况
	8.2 基金管理人运用固有资金投资本基金交易明细

	§9 影响投资者决策的其他重要信息
	9.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2 影响投资者决策的其他重要信息

	§10 备查文件目录
	10.1 备查文件目录
	10.2 存放地点
	10.3 查阅方式


