R ANV IB S RLESERRE S
2024 tEEE 4 TREH4G

2024 £ 12 A 31 H

HEFEN: PRESEHEGRAF
EEFLEN: PRBITRHERAF
WEXHHEE: 202541 22 H



HH R B A M B IR S BB IE G 2024 4E 3 4 RS

§1 EERF

B PN o S SR UE AR & T SR AN EE R RC 8 1R M A sl EE KT
T FCPY B ECSEE L R AT S8 B AR EAN Sl S DA

FE AT AP EARAT IR A PR A m AR AT S S RIE , T 2025 4F 01 H 21 HEAZ T AR
I 5 T bR HERDUN B GRS N A, RIER N B AAAAEREGCE. 3R T IR 5L
R o

FE BN v LSS T S 53 (0 i WA BRI T B B 7, (EANPRIE SR & — 2 & A

BN GOF AR ILARRRI . BBt K, BB AEAE BB P ST Y A7 40 15 52 A
2R R IR LS

AR T 25 BB R U

AAREWIA 2024 4F 10 H 01 Hig % 2024 47 12 A 31 Hik.

§ 2 E&r=MMm

4 TR H RO B A VR

S e AW 016311

A (Y BLRTF I

A FABH 2022 4F 8 1 23 H

e HAA 4 4 200 i A 2,519,328, 733. 11 i

$5t Hbr WA R d A g AN (OB 7 NP = B AR E RIS
RS

rdne AT FEER M A B 238 I AT R B

B, R GigE. WS IBE tul, &S0
T ERER A B A CELRG GDP 3K, T34 e
PPI. CPI. TidpAlZAx4k. dEH 052 G 808645 FIBUR
INE I ARG, AR 1 ) e 4 B

b4 b AR L v HHIE 800 FEEIL 35 Hx80% AT 1H WIAF 2k FIE (BiE)
*1 5%+ H UIE B 25 5 PR B0 3 K %5%
IR WL 2 AR I AL IRA IS, LT 25 A T KRG AP v T

Dz iee S I TR 7R S (SR (o i SRR i 2
SANBER BB AR B, BT A BOEALE] T P
DEIBE, BEBEARI L T R LA R AT By I % 22 i oK

(A AR o
FEGE N HH R < A PR ]
EEEN o R ARAT A A PR 2
I Sy B [ A TR RR HRIAL AR A A HRRAR LAk A C
I o B RS G AR 016311 016312
A IR N I8 7 G 4 R 3 30 2, 364, 682, 722. 75 154, 646, 010. 36 1

200 3L 1200




H

MR LAl IR A7

FIF P 0 L4y 2024 1E45 4 ZREIRE

§ 3 EERMSIERMESIFHERI

3.1 EEMFEHEIF

fz: NI

BEE P L0

SR (2024410 H 1 H-2024 £ 12 A 31 H)

FH R AT A A HRRAR LAk A C
L AH] L se I 2 129, 347, 566. 30, 6, 879, 394. 23
2. A A -124, 471, 772. 67 -7, 756, 031. 33
3. I35 BE G A B A B A -0. 0525 -0. 0556
4. SR L 08 7 1 E 2, 055, 217, 409. 87 131, 896, 036. 99
5. AR LS A BB 0. 8691 0. 8529

VE: LA SOt fR i e A AL RN . Bestlicas . N OS2 et EARshas) 41
B AR G B HRIS I URAELA0  J (K0 AR, AT D A s B ot I _EAS I 22 se i (B A2 B o
2. BRI GHEAR AT RAT NN AL D e KB TR, TH A B Sl A 28T

BB
3.2 EEHERN
3.2.1 ESHPUHER KR RE S RIS REER R R K HLR
(PR i3 £ A
N idse ot
LB b 4 e ‘
WE KR WaEHEE 0-0 | 0-0
WEO® | K%
@
WE=1H —5. 85% 2.32% -1. 20% 1. 46% —4. 65% 0. 86%
U AN | 13. 43% 2.24% 12. 17% 1. 42% 1. 26% 0. 82%
ok 6. 72% 2. 09% 11. 08% 1. 18% —4. 36% 0. 91%
SR
—-13.09% 1. 58% —4. 95% 0.97% —8. 14% 0. 61%
ERES
PR T AR
A HBE I
L b 4 e
BB RO KaiREE 0-0 | @-0
W@ | KIEO
@
WE=1H —6. 04% 2.32% -1. 20% 1. 46% —4. 84% 0. 86%




DR A R B S5 P B R G 2024 4R 4 IR

LEANNH 12.97% 2. 24% 12. 17% 1. 42% 0. 80% 0. 82%
Lk 5. 87% 2.09% 11. 08% 1. 18% -5. 21% 0.91%
HE 44

~14. 71% 1. 58% ~4. 95% 0. 97% -9. 76% 0.61%
R E A

3.2.2 AEEAFAEMPRES BHFENKRAZ RHE RS LB R
X5 ilinle

o BR L BT 4 MR SR -G A B 105 T Y -1 S b5 ] A Ml £y B A B SR NG SR S B 55 9 S 3 HC B

-15.

=20

=25.

=30.

—35

=40.

. 00%

. 00%

. 00%

. 00%

00%

00%

00%

00%

00%

00%

2022-08-23

2023-01-13 2023-06-05 2023-10-26 2024-03-17 2024-08-07 2024-12-31

— P RERIESARITTREECE — P RGICE SAR T SRR %

o BR L BT 4 Ml SR -E-C 8105 T8 Y -1 S b5 ] A Ml £y FC A B SR NG BE S i) 55 9 S 3 HC B

-10.

-15.

-20.

-25.

-30.

-35

=40.

00%

. 00%

00%

00%

00%

00%

00%

00%

00%

00%

2022-08-23

2023-01-13 2023-06-05 2023-10-26 2024-03-17 2024-08-07 2024-12-31

— R RERIESCREITTREEICE — Pl RTGICE SRl S eSS

§4 BEARE

AT 3L 1200




HH R B A M B IR S BB IE G 2024 4E 3 4 RS

4.1 ZGZE (REELBNA) fHN

FEAS LG B FE G 22 PRAIRR | 4iF 25 A .
[ 42 — H
WE W Temam [meam | R o
PR RS A PR A R L S
B SR I e e P R RS S R
v S -08- -
U \Bp2est| 2022-08-23 25 o0n1-12-21 AT AT A
ﬁjo

VEe 1y ARBUESPATEAE FUY— e O P IR A mE s E 2 H s ka2 B A 2 e R A i
B, WA H 0 3 A R A0 H

2+ WEZF ML SCREA GIEFF R B MU TE S I R0 BN 53 LN B3 B B8R )
SERRIE »

4.2 BENIRE Y WA S F-N T 5B v

AIREWIN, ARESEHNARIENG T QTR EEIA) RILA UL . AL S 4
A FPAABA LA 2, AF WA Bt BUE Tilids . BUE Tates i e
BUAUE N SEE T8, LA NBORECRR 2. AREWIA, LSBT BT S A7 R
AL FIORE , JCIBVAIE L, AR JEAT I 5 ) AR U el 35 R e s A AR 28 AT

4.3 AP ERHH

4.3. 1 A FRGHIERHATIHL

AIREWIA, AREEEHNARALN QEZFBRTEE S A R AP 5 HI TR KR
F WIBARSCHI B SERE , IBIETE AT BEBEIREE . AC AT F)E IS S ™A 850, R
GERN TR AL AT PRGBS AT IAT o AIRE N, ASEE N T2 5 il A
PERT R B AR AT OL R A, A RS G Z B AEAR P48 S s0R) 7 S (15 DL

4.3.2 RER AT KT

AIREWIN, AN A RSH G S H NS BRI 5EMAZ o, FH R AL 5 IRAZ D
(¥ B0 A Sy B AZAIE SR 24 HRRAS R 5% RS 53847 6 I, D i A SR 4L 5 DS 8 8 e o 2k 2
(IS IRAT By, A A A K0S L3R AT 5y 343 AT A A2 R

AN, RABUAIL AW HE T BN RV 28 5 MR 2t Hrk (K 57 4 28 5 o

4.4 WEHNES B RIEAE BT
9 J FHISAT . UEM S RIA BN “ AL RS ARG T L e AL 1171 T

500 3L 1200



HH R B A M B IR S BB IE G 2024 4E 3 4 RS

PR AR, T 37t DS A =2 R R DU T 1R LA AT 5 H e A5 Rk, H i 8l 1
PrlWime PUZRRERAR TR AR =, iRPENL A D, EEE R AE RIS, A HE AT
Sl s F 2 AT N AN LA L S SRR R . BRI, DU R R 2 IR B, G
LGSO TR TR MR R 74 AT Bk U TE ) 4zl , 288 AT
X PG B AT AR AL T 57 REMBT B, (BB A IEAEREN R B SRE 28,
B3 HN S AU L — L4 VIS o K SHIAE S A AR ORI A LA DR RO ) 3, ST
K, BRI E B 6 5t KR V) B S B SR I VB IR BUR GE 7, Ja S0 S WA 2 1 W BB 1T
WO S MR UK A B VI

WA E R, BATERARAK,  EE S A S AT T 3oR . B T 28
R AU A I P, AR A A A Ay 2 A R T S RIS A ) A 7
A AT AE A BEN FR T, BRIH AL AT Bk L R, ROk 172 SELE AR
) bo f)a, TATRE A TS RORFOE, 20 a R iias N RIT a6 R &M,
LR R I AN AL o HEAS DU LA T 37 DR B A M A, i L, Al i 445 ) i
SR LB AR B E N L2 o FRATTHG B0 AL 02 SR Z BRI SO S TIES 1) b 3
TR, AR IEAT 7 Ml A A U SN2 I T (1) 2 R R

HARMPATNEFE b, FATELFAK 172 45 AL KRR dr i ok 8L, BT 2k
IR TMT AR, 2 il AR AR U R o« VA BT RENE. AR SR AT Ik A
REZS B, NTEHLER NS AT+ T AOSKEN R AR K ahRe . RN, L5 N D4Ry R OB RS AR AT %
(R378 5311 2 UL AR BURIRRF N AR BB Bom, PR BATH KIS 1 7 17
o Bl R BT EE 22y RO AL TE S D SR AT, R A RE A AR R AN X
SRR BER OO B W] AT N Bk o 5 82 LA h B AR S R EF RS ST ARG, Frsk
A2y, A e as [ml i .

[
&
>
al

X

4.5 MEBANZEES KGRI
AARE I, 4 A B E (I K -5, 85%, A HiML 4% Lh i JE VIR 35 3 -1, 20%; K4
C MM AIFEIE K F A 6. 04%, [FIHAMY Gt EL A LRI 35 2 o0 —1. 20%.

4.6 MEYARSTH ANBERE SR HETE Y
AR A 01 P e BT O £

§5 WRAAME



HH R B A M B IR S BB IE G 2024 4E 3 4 RS

5.1 MEWIRES T HEHR

e i H & (n) dT AR R T R L] (%)
1| B 2,049, 537, 695. 84 91. 49
b 2R 2,049, 537, 695. 84 91. 49
FEGHT _ _
lif] 5 WS 2 B % 70, 481, 945. 21 3.15
Hrpe g 70, 481, 945. 21 3.15
e SRR SR - -
Dkl kA - -
LRI AR P - -
SN IR G il g e - -
orpre SR R () 3N 3R A 4 il 9% 1 1

F
BT ARG & AT e G 105, 571, 278. 93 4.71
LW (N ATRS 14, 556, 623. 44 0. 65
&t 2, 240, 147, 543. 42 100. 00

VE: Bt BB I I JBE A S LB BE I HEIBE 2~ SO0 441, 535, 955. 34 JG, Ay BL 8719+

LbAs] 20. 19%.

5.2 MEMIRIEATI R BERHA S
5.2. 1 MEHRIATW A RIIFARERRAS

ez

(el

~RE G

mr 3 A L
Bl (%)

S N4

Rl

il b,

1,597, 818, 171. 02

OO |m | =

Mg #07 « BRK A P R
I

I

R AN

AT AT

A A ROl

o S AR AR B BRI S5

<

G il

LT MR 55 1 55l

AT T AR 55

KA ISR 22 FL B0 2

10, 183, 569. 48

JE B SS  AE BURTIL A AR 5l

T|o|Z2l2|I0 N9 |HlZm @ |T|T

#u




HH R B A M B IR S BB IE G 2024 4E 3 4 RS

PARRE 2 T A

RO Bl AR SR

e
o

it

1, 608, 001, 740. 50

73.92

5. 2.2 MEFIRBATI A REERE BB MR R RAS

NES]

Ak AR

b BB I B

(%)

LAk A1k

TH 9 AR

212,031, 294. 96

T8 H

AEUAR

<ehil

Poyr PR fit

Tl

GESEEES

175,905, 187. 37

HLA RS

53, 599, 473. 01

2

LY

it

441, 535, 955. 34

T PAESPIERM AL r o bstfE (GICS).
5.3 IR b E G T HHE LU R/ P R B B 5 4
5.3. 1 MEFIARIE A SLME oy Ze e B 7=+ EU A5 /N HE R BT 42 SRR B3R B 4

P | AR JRELAR ([ BE (R | ARME o | AEETEHEE] (%
1 300750 TR AR 769, 457 204, 675, 562. 00 9. 36
2 09868 NIV AE-W 4,572,600 197,535, 250. 01 9.03
3 002475 ATV Eo 4,700,175 191, 579, 133. 00 8.76
4 300502 B o s 1,507,280| 174,211, 422. 40 7.97
5 300308 b B A 1,254, 020] 154, 884, 010. 20 7.08
6 002472 WL ) 4,060, 046 124, 318, 608. 52 5. 68
7 603055 R[] 10,601,942 117,469, 517. 36 5.37
8 01415 T 3,935,000 103, 124, 277. 42 4,72
9 300274 BH 6 L Y5 1, 192, 908 88, 072, 397. 64 4.03
10 688019 R 600, 529 83, 689, 721. 44 3.83
5.4 MEPRLMAST MM RN FHEHFRBRAE
¥ {3t 25 b A A fME O R S A SRS E N D)
1 K foi 7 - -
2 RATZR - -
3 K hies 70, 481, 945. 21 3.22
Hrp: BURMES R 70, 481, 945. 21 3.22
4 Al 5 25 - -

81U JL 12T




HH RO TP IR A TR 5 0E 24 2024 4R 58 4 RS

Al R 1 0 7 - -

2 A - -

AT il A ) - -

[ b A7 - -

Nelleol BN el )|

oAt - -

10 &t 70, 481, 945. 21 3. 22

5.5 MEFARIELA RME LS T HE LI K/ HERF KR LA T 35 A 4
P | R | BiRARR |[BUE Gk | ARNME G | WEETHTEHELE] (%)

1| 240309 | 243k 09 700,000 70, 481, 945. 21 3.22
5.6 MEBRLA AME S EE R = HEEIRDHEF R+ 48 B SCRRES 85

K

AT AR AR RAFAT 97 SCHFUESR o

5.7 MEWIRILA AME S EE T HE A KD HEF IR L4 = & BB T 4
AIEG ARG WRARFAT 5L

5.8 MEFARIEA AME 5T = 19E LB R NHERR IR 4% BGIESE 3 B 41
AR AR IR AR FFA AL

5.9 MEMIRFESB R KIBFRII LA 5 16 Ot i B

5.9. 1 MEWIARAEEBB MBI 7 @t P 4
A AR A SRR A 8 IR AR 1 5

5.9.2 AFEEE RIS KIS F B
ASHE A R IR U OB AR PSS B A S, U ORAEDA H Y, R 2GE R aitElr . 425
IR MR G5 2 o ATEE 740 R BRI B OALAT AT I A B3 G (o A2 R B K58 5 FAR

5.10 REWIRAZEEE T K E BRI HIE LN

5.10. 1 AFEFUHLE BB BOR
GO B A M RATA S — Rl ATBTEBEOTRALE AN WA K. B
A A RHE R E S B B WA T TR AR B  FINT . 05127 T HEAT e 1t
AR R RR, W EGUHSRILI A2 . WEUH IR E . Bk &
WIORAE IR AT R S R AR B A T BR R M A%, AR K PR P ORAEFE e B8 7 2 Ax IR Ak b, J7 SRS IRE 2 5%
7 A YRS E Y 1




HH R B A M B IR S BB IE G 2024 4E 3 4 RS

5.10.2 MEYRFEET I N ERH R GMRE AN
AHE AR WA AR AT E i 52

5.10. 3 AHIEFEIRBZEEMN
B A AR WA AR E R 55

5.11 BRAAMEMHE

5.11.1
AT BT AETR I RAT B, AR T R () B A7 R 2 = a3
5 G ) AT EE P9 2 B R AR X AR R B2 (R AR 1T
ANHE ot B IR A AR RAT AR DAL J5 (K85 B8 PR SHORE 3 155 15 A DI AR L 2 5 () 11 22
Ko HLARAT T RFFATUETR I RAT TARAR T 0 A BeAT B BT D S U, g o5 ) H R —
FNRZBIATFEDT AT IE

5.11.2
A BTN H A B, BT B8 AR R 4 JE 1R 2 AN RS

5.11. 3 HAhBEF=HIE

F5 K B ()

A7 B ORIE S 373, 324. 71

ISR 53 Bk 12,078, 349. 74

IR _

o RCRLEL -

IC R R 2,104, 948. 99

FeAt K -

oAt -

N[O | WD |+~

A 14, 556, 623. 44

5.11. 4 HMEMIRFFA Bt THBIAR AT S5 A A
AN AR A IR AR A7 AL 5 IR 1) vl #4555

5.11. 5 $AEARET 148 B A AE R 3 PR 1% O i ¥ BA
ANHE G AR A ST 1 44 JBe 5% P AN AE U 32 BT L o

5.11. 6 BHAFHE LKA SCFHR IR
AN P AU S RN, BB AR TR R B g LA 1R 3 T N )
REAF R 22

95 1000 3L 1200




HH R B A M B IR S BB IE G 2024 4E 3 4 RS

§ 6 FBAEEHHRSN

A

i

HRRAL T AL IR A A

IR AR & C

A I S AL

2,452, 660, 020. 93

137,172, 452. 39

e 7 BT ) i < 5 HH A 3 0

132, 549, 744. 85

45, 777, 449. 64

Wk - 31 7 3T 1) i < B DB ] 7 0

220, 527, 043. 03

28, 303, 891. 67

i ST TA) L < 4% > A2 B A (4 Bk

L= )

T ST A 5 i 0

2,364, 682, 722. 75

154, 646, 010. 36

VE: B FEA S LA R B N,

S B[P e e R A

§$7 ZREEENESHBARERRLESRTA

7.1 E&EENFEAES RPN FR
ANHE G BN ) A R AT AL A0 B

1.2 ZEBEANCHEARERRFE ST 5 WY
A AR T PG R I A T

§8 BB PSRN EMEERSFE

8.1 MEWINB—FREFAESHHLGIE B EGEL 20%5HF 5

T ST PN B B AT R A A L) AN A AR IR B GBI 20% (K15 -

8.2 MBI ERRNEMERFR

Teo

9.1 ZAXHE=

L ARG SO B my FBE M. 852U SR

§9 BAMFHEF

2 FEEFBNLSS BRSO B LI
3 AR I P AE IR 2 4 E B B TR 1 & T A

9.2 T R
oW I A BT .

®
=
=
g




HH R B A M B IR S BB IE G 2024 4E 3 4 RS

9.3 EIHHR
P 5T R G4 B A (www. zoTund. com) B, 75 I I ] Py 25 5L 408 B A A0 AN
Fi 4 B 2 )

B R R AC A PR UTATRE R, T A B PP I A BT WA )

RS FOHE: 021-68609700, 400-700-9700

FIRESEEARAH
202541 H 22 H

b
g
=
g



	m101
	m01_01
	m502
	m504
	m08QD_01
	m201
	m201_01
	OLE_LINK1
	m02_01
	§1重要提示 
	§2基金产品概况 
	m401_tab
	m401

	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	m07_04_07_09
	m07_04_07_09_tab


	§4管理人报告 
	m04_02
	m402
	m403
	m404_01_0570
	m404_01_0578
	m405_01_2550
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	m405_01_2549
	m406
	m407

	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	m501
	m08QD_01_tab
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	m502_tab
	m08QD_10
	m505

	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	m506
	m507
	m508
	m509
	m07_04_13_00
	m510_01_1597

	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明
	5.10报告期末本基金投资的国债期货交易情况说明 
	m510_01_1598
	m510_02
	m510_03
	m510_04
	m510_05_1678

	5.11投资组合报告附注 
	m601
	m601_tab
	m10_01_tab
	m7manage01
	m701
	m801_01_1733
	m801_01_1734


	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	m801_01_1735

	9.3查阅方式 


