gk

2024 B85 4 TR

2024 4£ 12 A 31 H

HEEHAN: BRHHELSETHEFRAF
EETEEN: PTRHBITROGERAF
WEXHHR: 202541 A 22 H



TR B BTF 2024 fR58 4 R

§1 EEIR

G A NI S S ORE AR S PR BOR A R BC 8. 1R S PERRIR B I,
FEXTEC YRR S HER MR R B AR R AN PO ST
HESFEE NP EHRAT R A IR A RIS AL & A FRE, T 2025 45 1 7 21 HE T ARSI
W55 Fahs P ERIAB R AW EFAE, EEENEREERRICE. # SRR &
K
FEEE TN AW WSS B S0 5 RS R4 587, (AARERES —E &R &
SV SOFARE A REZI.
PG KR, BT TR B SR A A4 B B AR R R SR U A
AAR s M 55 BORER & i
AR WIH 2024 45 10 A 1 Hig % 2024 47 12 H 31 Hk.
AHEET 2022 48 11 7 24 HIRGEWC 77 R A E, B E 280080, B A RHRAR M 2022 4 11 H
24 HITIRTT 5.

§2 E&7 MBI
Fe 4 TR HEZRAN I B B (51
HE TR 008524
& LTI
EeAREARH 20204 1 H 20 H
i R L 4 40 B 0 73, 268, 824. 95 {4
i gl =k A R KRS AR b, ISR KRR I
Gr SEBERHOY, 5t EL R HE R R I3
T TR KEE LT MA TS LR T TBORT LS, B

R GDP M L G BT R AR ka3 LUk B
ML N B SR MA TR R, WA 2 WA TFIZ 1T T AL 1
ot U R B S R, ARSI W BUER
TRMBOR. IEFRBOR. P BERANES: T BUR S
AR, ST AN RIS B I T SR 5 1) S R
JE, BET RS RIS R a4 1, 2R G5 1E
FAUEZF T B HERRDL . JBIPEACT DLLAE S 1
FRAE, FEREE R E BIRTEE N, shgsk
SRRB BB LB, A TIALAL 587 21 A B XU AL

KT,

M 455 b i v HR & 22 A M Fa B3 2R X 80%+— 4 HARAT & BAFF 2Kk
A5 25 2R X 20%

XU A 2 AP ALE ARIEE NGRS, HIH XS S PR 2 & T ot

Mg s, KTREMIE ST EES .
Hoom o 15T




EFMITRERTR (555 2024 4R35 4 BRI
FHEEHA HE TR it ik 4 PRAT TR A 7]
HELEAN [ RAT B A R A 7
,f 7= IJJ% ILL: T:ii" ,f Ix Iu.y% ILLI [ilf‘, ,f Ix Iu.y% ILLI [ilf‘,
R R4 8 4 TR ﬁﬁmﬁﬁﬁbﬁﬁﬁmiﬁﬁbﬁﬁﬁmﬁﬁﬁbﬁ
@A FIEE IR B 008524 008525 015529
AR T BOFILE N TURE | 4,805, 449. 92 4 | 1, 135, 007. 66 14 |67, 328, 367. 37 4%

§3 FEM EIetrME S HERI
3.1 FEMEHER
MAz: NRMot
WAAH] (2024 £ 10 H 1 H-2024 4 12 A 31 H)
Es iy N - — —
! EFRMAER BRI 0 A | SRR AR ER iR C | SRR FR i 75 B
L AH 2 e 3 323, 766. 05 88, 092. 95 2,016, 585. 41
2. A A 148, 403. 85 37, 259. 69 733, 604. 90
3. IR £5) 35 4 47 A B i 0. 0306 0. 0303 0.0189
4. BRI & % 1l 5, 320, 924. 83 1, 232, 087. 52 74, 554, 256. 23
5. WK I S B 1. 1073 1. 0855 1. 1073

RGN SRR A B RFA NN 55858, th A G SEbriicasK-F
AR TP

2. AW LR ARIE AR BN #BEsdiat . HAbiloN CRE A fehirEAeshlioa)
FORRAH R 2% FH S RAT, A HIRE A O seal e in_EAI 2 ot B ARSI ik

3. E RMAURFr TSIy 2022 4 11 A 24 H% 2024 42 12 A 31 H.

E: 1L

3.2 & ERI
3. 2. 1 &M B AN KR KH 5 FINS B E AR R L

TR B F R 5 A
MRS a0Ex"
HHEIEK R | it ‘ B
B [ EEKERO - o THE 28 b OE6) @—@
MEZEQ | BREEERO »
HEZD
iE=AH 2. 85% 0. 45% 1. 86% 0. 08% 0. 99% 0. 37%
I ESNH 6. 36% 0. 36% 2. 15% 0. 08% 4. 21% 0. 28%
k4 1. 78% 0. 45% 4. 28% 0.07% -2. 50% 0. 38%
o2 =4 1. 47% 0. 41% 7. 08% 0. 05% -5. 61% 0. 36%
H3E4& 5 10. 73% 0. 36% 9. 32% 0. 05% 1. 41% 0.31%

Fo3u 3 151




TR B BTF 2024 fR58 4 R

&SV 4 T
HEFR MR R 57 C
E[ERIL RN BT AR
? ia KR d\t 28
B [ EEKERO - ‘ THE 28 by O6) @—@
MEZEQ | HREEERE »
HEZ®
HE=AH 2. T4% 0. 45% 1. 86% 0. 08% 0. 88% 0. 37%
TEANNH 6. 14% 0. 36% 2. 15% 0. 08% 3. 99% 0. 28%
it —4F 1.37% 0. 44% 4. 28% 0. 07% -2.91% 0. 37%
k=4 0. 26% 0.41% 7.08% 0. 05% —6. 82% 0. 36%
H 34 A A
8. 55% 0. 36% 9. 32% 0. 05% -0. T7% 0.31%
& sy G e
TR ER I 557 B
FEMEKE | gt AR
7 ZE \ d'i't Ei_
prec eEmkRo ‘ T 28 A OE6©) @—@
MEEQ | HRZEEG -
HEZ®
HE=4H 2. 84% 0. 45% 1. 86% 0. 08% 0. 98% 0. 37%
T EAMH 6. 35% 0. 36% 2. 15% 0. 08% 4. 20% 0. 28%
o4 1. 78% 0. 45% 4. 28% 0.07% -2. 50% 0. 38%
H 45 A
3. 13% 0. 32% 6. 11% 0. 05% —2.98% 0. 27%
AR A

e EBMmE gt S AE Ny 2022 45 11 H 24 HE 2024 4 12 A 31 H

3.2.2 HES S FAEMRE S RTHFEM KRR LS RS R E R R

B LB



TR TR 5 2024 4E4F 4 REFHRGE

HFMTRRIRMEFARITAEIE KRS DAL R e ZR A0 5 52 B B S EL

16. 00%
14.00%
12.00%
10. 00%
8. 00%

6. 00%

4.00%

2.00%

0. 00% T g

-2.00%
[=] = w — [52] o [ uy w =t [ =] [fe] o — Ly o~ [ [fe] —
o~ o~ o~ e o = — — — ] o~ ™ = [=3 — — — o~ o s
T T T T T (O s
T I £ @1 T T £TIITEIE TS O
[=] (=] o [=] — — — — ] Il [ ] sl o [5¢] 5] =t =t =+ =+
o1 o~ o~ o o ] o o o o~ o o o o o o~ ] o o o~
(=) (=] (=] (=) (=] (=] (=) (=) (=] (=] (=) (=] (=] (=) (=] (=] (=] (=) (=] (=)
o4 o4 o o4 o4 o o o4 o o o4 o4 o o o4 o o o o4 o

|—ﬁﬁ*ﬁiﬁﬁ%ﬁ#ﬁ%ﬁ#fﬁiﬁt’c$ —ﬁﬁ*ﬂiﬁﬁfﬁ”ﬁﬁ%a%ﬁﬂkéﬁ%:ﬁlﬁﬁ$|

LHMTRERIRE 25 C RIS KR 5 RN AR EL AR B i 28 2R A4 [ 58 RE B EL ]

16. 00%

14.00%
12.00%
10. 00%

8 A
6. 00% i
4. 00%
H'.J __/’hﬂ,-‘-r‘j“\v‘“’\_’“j‘)
2
0 / A

!

00%

)
\

00% 4f

i

=2.00%

[=] = w — [52] o o uy w =t [ =] [fe] o — Ly o~ [ [fe] —
o~ o~ o~ e o = — — — ] o~ ™ = [=3 — — — o~ o s
T T T T T (O s
(=) (=] (=] ~— (=] [==] (=) — (=] (=] (=) — [==] (== (=] — (=] (== (=] -—
T A
o1 o~ o~ o o ] o o o o~ o o o o o o~ ] o o o~
(=) (=] (=] (=) (=] (=] (=) (=) (=] (=] (=) (=] (=] (=) (=] (=] (=] (=) (=] (=)
o4 o4 o o4 o4 o o o4 o o o4 o4 o o o4 o o o o4 o
|— LR GFCRINAHEEKE — ERBRIRREFCE TS SRS |




TR B BTF 2024 fR58 4 R

HFMTRRIRME S ERTAEIE KRS BN R e SR 5 52 B B XS EL

8. 00%

6. 00%

4. 00%

2. 00%

0. 00%

-2.00%

=4. 00%

=6. 00%

-8. 00%

P e .Jﬁfﬁﬁdf
ey '\J%:?jw .y

ey T

2022-11-24

2023-01-03
2023-02-12

2023-03-24
2023-05-03
2023-06-12

2023-07-22

2024-06-06

2024-08-25
2024-10-04
2024-11-13
2024-12-31

2023-08-31
2023-10-10
2023-11-19
2023-12-29
2024-02-07
2024-03-18
2024-04-27
2024-07-16

|~ EHBEEBESER P ENKE — AR BRASER NI EE %]

VE: AKERHBAN 2020 4 1 A 20 HE 2024 4512 H 31 H. CKERHEIAN 2020 4£ 1 A 20 H
2024412 H 31 H. EXERHBIN 2022 4 11 H 24 HE 2024 4 12 H 31 H.

§4 BEHEARE

4.1 RE&2E (RESLIE/NA)

EAFEE R L HIR

gt

5%

IR H Y]

A H

EZR MK
R

B

FHERK

A IS
L

2022 %1 H
11 H

11 4¢

RSN N RN 3ri 220 2 T PN e
FIIELTE A A SR R At

M RS [ BrAs YRR IR 53R A A
GBI, 2015 4 5 H I ASE A Fi A 4
EAMRAF, AR s T 7T

2021 4 2 H AR E T IR A Y
PGSR BUE S 4 T 5 4. SRR A0 EG {5
BR 2 BUE S48 B e ) I R B

2021 4F 12 H & 2023 4F 11 AR
Bty A 125 [0 4 R 9 T B VR A IR I 4% e o
SRIFEEZIE, 2022 4F 1 HEAFERM
Fin b B A5t g7 RUE SR R R R S R 2

B, 2022 4F 3 HiEAEHEZRM IR 30

KRB ARG 7r BT 4 B 5L 42 1)
FAZ, 202244 A% 2024 4F 12 A
(AR EENR A BE R R R 4K
&2, 2022 0 5 HEAEHEZ TS
90 RIRBNHHA K i i 77 AR 7 4% BE Ak
SRIFEEZTE, 2022 4F 6 HEATERM

p=i
H
p=i



TR B BTF 2024 fR58 4 R

SR L B A G e
H,
W T R S R R R W
o R B TS A AR
R AR S
G A IR T P AT
e, Eiﬁg ”fj;ﬂ _ 104 |WEVE AR EIATIR A R, 2023
¢ Ly
A, 2024 6 6 J] AT
T G T B S e
.,

4. 1.1 HiARSRER S R EETT MR A N E S S 8 R E H 7 m i
s B ARG IR, A S M5 G2 B LR AT R S8 P BT R V2 A T L

4. 2 BN E A A2 EIB/E BT EH R U
WG N AR G HIERF G HOREE . BB AR E S RIMAE, AMAAERHEREERA AR
ST A .

23

4.3 AR HE TR

4.3. 1 AP BB RHATE R
WEWIN, RESEHIRGE GEFRRESEHEAFATLHHEHEIEIL) WER, @
A RFETE B R PiRE, RT3 oM SR RS R AN [ 2 < 2 1) AT RE AR 2 ik
eI BE ERANAT U AR B LA A SR SRR AR A DR A PR AN RIS B AL o HIRAZ 5 i 5 58
TR MG AR R S BYE AT IO B A%, AR 5 IR v B B A 5 R G P I T A8 S
B, BAIRATAZ G ISt . [RIE,  XURSHE BE AR 0 5 391 N A2 5 AT H R IR0 2 B A
AN, IR TS Sy i FE B AAAT RS I R4

4.3.2 RERZ AT AR TN

WE N RE A G AR E LT A

RGN, ARESEMABTIAREHES SRS AT ST, FHRIESE S
ARSI D I BTN AT Sy BB AR R 2 H A BN 5% IIAE B AT 24 Ik, SR B U A A TR BR i e
B N R AR A AE 5 o

4. 4 EW N E SRR T RS IES
BUEE T TR, 2024 4F 4 ZE[%, JPUR 300 4RECT K 2. 06%, GIMEARFEEC R 2k 1. 54%, AL A

KAOE BTk 2. 85%, C 3 ik 2. 74%, E 2RApE0 Lk 2. 84%.
o7 Ul 3 15 T



TR B BTF 2024 fR58 4 R

9 Ay ETAH IR 50bp, WESNSETTIRANTE R HON A RIS E IS T ORI € IR
Bt, EALER B FUh IR RN, BUA RS UCERARZN. e, Rk, Bl
W TFRIKBOR, R TERIR, BRI T A RN ERAL, AT B AR O SEIA E A

BENFREER, AEEHBGEE RN 9. 8% H 2024 459 A 24 HF WA G4 BT 10%
CUG, DUZREE™ S OO gERe AL . IG5 EE, AFEG Wit ST GO TR, ARG AL
bFt, HAOECE DT ORI B I AR . A SRBEE NIRRT, AR A
PEARFRAIEARBZE  REIA, ARG R A R A 5 T 7 -

JREE 2025 FE—ZE, RAIITERFIIN b & 5 BRI T LA SR A B2 B sk ok 1
dm; E N E YRR KR AR A TR PUME & . 855 m L, AT I [E it
W g e R B 51 R B BTG B R A MR A, AT 2 2 e BN AR R LA
e

BB AL RS E, BATE— WEEAE AR BEAYE, A AT AU E, RS LR A
fEfS, Pl BRI URK, 14BN BIE TS AT REEE L S

i 7710, 2024 FEIUZRPE, REHIE AR MG IS A e . BRI b, SEE Y=
LTSI, JEAEAEITE, Sk R TR, SEREEATIEIRIE S BN T, DUZERE
LU EAREA T, W ERR I A P BUHE TR, 845 R AR PR . BORTT
)b, AEARPREG TAE SR E 455 R e 224, Sl S8 MBIA NI EWBGE, 7K
E= S

7718, FERTERDNEAZ, 08 mERE W aR i MiEs) T, PUEEAGRTitab
Bko FREERE, 10 4ELLLGEKAR F4T 40-50bps: 15 AR 36/ NI RS B R AT, TR
i % F4T 50-60bps

R I, AFEGAERF—E S AW RIEH SRBIE . REARK, FAGTFEUR M 5 N )
T LA UE R, Bigr i ot 2 20 TR 5 S AR H I B A1

4.5 MEHNESKNLSRI

BRI G IR MR G 007 A M AUFHEN 1. 1073 Jo, A3 L S0 B0 E
KN 2. 85%, [FIHANL S LB SR HE R 2R %6 A 1. 86%, AR S AR LA Mt Hdin (i 57 C M40
WUFEN 1. 0855 TG, AR L A0 B E I R0y 2. 74%, FIMLSTLE B HE 2 Ry 1. 86%,
AR WIR B R B 5107 E ARG ATFE N 1. 1073 Jo, A4 HIEE G0 B0 E KR

A 2. 84%, [EIHANV ST B R UEIR 2 N 1. 86%.
% 8T 4t 15 T



TR B BTF 2024 fR58 4 R

4. 6 REHANZESFFE ANBEE SH = ETE A

BRI R, RBEFESRR, A%4H 2024 46 A 28 HE 2024 4F 12 A 16 HA/E#E
£ 60 A~ TAE H G 3 E AT 5000 H7Tiits g, (HIEHEGHHHRA AEEICT 200 AT
o

©F 2024 4 4 F 10 H4s (CHEZRATII AL G A PR W) 00 T HE 2R AT 1 i 0 23 B E S 508 5k
SRS PEMT BT A oS LR BEHE R

\3»

§5 MEHEHE

5. 1 REMREEH=AGHNR

e TiH S GE) = @(ﬁfmwm
1| s &% 7,905, 990. 00, 9.61
Hrp: K2 7,905, 990. 00, 9.61
%i?’lﬁ - -
] 5 Wi 7 P T 67, 400, 712. 33 81.93
Hpe fiige 67, 400, 712. 33 81.93
B SCRRIE SR - -
& E T - -
S ATA SR - -
SN IR & il 7= 5, 000, 556. 16 6. 08
Forre SEr=m] I i SN IR 65 4l 7% | B
I—ﬁ:
BATIER MG B & &5 928, 727. 74 1.13
iiﬂﬂ%&?f 1, 035, 090. 99 1.26
it 82, 271, 077. 22 100. 00

5. 2 MEBIRBAT AR ER T HE
5.2. 1 REWARBITVWIRABABRERKTLHE

R A2 ARl G 5g§ﬁ§fﬁ%
TN ¥ 3N 7/ N G 4 - _
B RA _ _
C [Hli&k 868, 240. 00 1.07
D |, T R B OKAE A
A4 - -
jEisin4 _ _
R A - _
ZiEIE . G ARELL - _




TR B BTF 2024 fR58 4 R

ER e Va4

& EAE . A AE BRI SS
N4

3,102, 500. 00

R4

3, 935, 250. 00

R4

AL ST AR 55 R 55 k.

AT FEAEBANR 55k

IR IR N 3L P

JE R RGS « ABBEAIEAR IR 55

#E

PA RS T AE

e RE MR

n| "o | |Io|IZ2|I= |0 =Y

(= AN
ga

fif

9.75

7,905, 990. 00

5. 2. 2 WMEHIRIAT WA RPBBERH MR RS
T AR GAR AR FFA BRSBTS

5. 3 BIRIEA SMME o FE B B LB R D HEF IR B R A
5. 3. 1 |EFIRIEA FMME oG ST 1B LB R/ N HEFF R AT+ 42 R B R W 4

e | BEAR | REAR (HE (B | ARME Oo) | HEEESEREE] (%)
1 601398 TRERAT 150, 000 1, 038, 000. 00 1.28
2 688256 FERL 1, 500 987, 000. 00 1.22
3 601939 BREAT 100, 000 879, 000. 00 1.08
4 603533 H R 40, 000 812, 400. 00 1.00
5 601288 L ARAT 150, 000 801, 000. 00 0.99
6 600036 AR RAT 20, 000 786, 000. 00 0.97
7 301299 FLAITE 10, 000 589, 200. 00 0.73
8 002362 WERH 20, 000 453, 200. 00 0. 56
9 300033 [F] 445 1, 500 431, 250. 00 0.53
10 688318 =y =k 2, 500 427, 500. 00 0.53
5. 4 MEBIRIEMF MM IRPEFRELES
P fiie 75 i A ARME o bR B A L] (%)
1 K fii 77 56, 953, 638. 36 70. 22
2 RATEE - -
3 e 10, 447, 073. 97 12. 88
Horbr: BURME SR 10, 447, 073. 97 12. 88
4 i - -
5 A Ml A g % 5 - -
6 SR EL T - -
7 Al (Al SS #f57) - -

%10 W 3t

15 7T



TR B BTF 2024 fR58 4 R

[ MlAT 5 - -
HoAth - N
10 | Aif 67, 400, 712. 33 83. 10

5. 5 MEHARIE A RMHE o 2 & T 7™ 13#E L R/ M HEFF B BT A2 B 3R WA 40

Fa | el 55 44 }E (GK) | ARME o) | HEESEFERE (0
1 019733 24 [E 02 380, 000 38, 726, 226. 85 47.75
2 019740 24 EH15 09 180, 000 18, 227, 411. 51 22. 47
3 180206 18 EHIT 06 100, 000 10, 447, 073. 97 12. 88
5. 6 ERIRIZA ot 5 ZEESE = E LB K/DNEEF IR T2 B L FFER B ®
BH 48

T AT GAR T WA ARFFA B SHFIE TR

5. T WEHHIRIL A SME o5 E G T 3E LB RN R T4 57 & R 85 4
e ARG ARRE AR St & B

5. 8 A MR A RME 5 E ST 1#E B RN HEF R BT A BUES B B 4
T ARGAREHIRARFFARGLE.

5. 9 MEMKRA RS TR KIBRIBIALIR 5 & 0L Ui A

5.9. 1 |EFIRAE BB B SHF AR 25 B 4
s ARG AR S AR R AR 52

5.9. 2 AEEGER B BAEI B KB FBUR
T AEEEARE IR R AT AR B0

5. 10 I EHIRAZE S HF B EHF L HF O i ¥

5.10. 1 A E G BB BUR
ARG IR AR EH G5

5. 10. 2 R A IARA F SHH ) BT B2 A4 25 B 40
T ARSI WIS B L

5. 10. 3 A< H H fiR B B BB AEAN
VE: AHEG ARG IR R H A .

5. 11 BT H G MHE

FOLLo L 151



TR B BTF 2024 fR58 4 R

5.11. 1 AR GHRHE KA T B IEF K RT TR LT BB EMITLRFE, K
FERE g B —FNZBIATES LTHER

AT GBI AT+ AT RAT AR, @BARAT (601939) FEFR T g i) H /T — 45 N 1 52 3
] ¢ < R B LA R R AL T

ARG H MR BAUETFRAT ER T, FHERAT (6000360 7E3R 5 il H AT —F P 8 32 2
] ¢ < R B LA R R A T

AHeeoxt EIR FARPTRAT ISR M85 R SRAR PP AT G MR HNEA L e & R fe o Al et il
HIEK

T I SRR T+ AR AR RAT T4k, BRI E SIS RIS, Bikh
FER S g ] H AT — A 2B ATFHETT. AT

5.11.2 BEHRBEME B RERTBHES & FAME N EEREE
SRR H AR, BB Tl R & RHE S SR I Z AN I -

5. 11. 3 HABBE = FA Rk

5 £ Fx EH ()

1 P RIES 6, 910. 25
2 |BICIEFRIE FOR 1, 000, 180. 82
3 | -
4 MIRRE E
5 B IEK 99. 92
6 AR 27, 900. 00
T | HAd -
8 |&it 1, 035, 090. 99

5. 11. 4 AR KTER B4 T # OV R ™ 3 e 555 A 40
T AEEEAR A AR AT T H B TR 67

5. 11. 5 G HIAR AT 148 B T A A FE Uil 52 PR 00 K Ut BA
TE: AR WIRAT T4 ISR R A AESUE S RS Lo

5. 11. 6 BEA SR & MHERFHA I FHIR I
HI DU NIRRT A5 & TR AT REAFAE R 72

31271 L 15 T



TR B BTF 2024 fR58 4 R

§6 A ZE SN HES)
B
A HEZR A Hf B i RS | SRS E B 5
; fiids A f5id5 C #E
e 15 A A 35 4 4 B A5 4,894, 642. 82 1, 632, 793. 66 29, 456, 940. 64
e 15 T A ) 2 4 i R D 47 40 43, 321. 12 213, 046. 60 102, 253, 145. 20|
ik - % T 1A (5] 22 4 S B2 [R] 43 0 132, 514. 02 710, 832. 60 64, 381, 718. 47

UL =T 1D

i 5 YT 9] 22 <A o AL B A AT (A B

e ST S, < 4 A0 A

4, 805, 449. 92

1, 135, 007. 66

67, 328, 367. 37

§T H&EEAZHERRERRAESHR

7.1 B&EEARFHEEESHBRINIER

LS ARG

it H

LR E IR A

R MR 67 C

R MR 67 E

& #

I W) BN KR AT I A

13, 981, 669. 80

75 IR SR/ R iy

27,022, 158. 17

7 ST 1) S HY /B e S A

A5 R B BN KRR AT IR A S

41, 003, 827. 97

S A
e W OR #7810 A 2 4y 0 - - —_—
d7 IS A S AL (%) '
1.2 BZEEENEHEERERBARZRER 5 HHA

75 Lo 77 = 5 H ToHmE ) | ZaeBmon) | &HEE (%)

1 F G N 2024-12-23 | 27,022, 158.17| 30, 000, 000. 00 0. 0000

&t 27,022, 158. 17| 30, 000, 000. 00

§8 M R H RN MM EERE R

8. 1 REHNBE—REERFEZSOHLLHIERISET 20%0F
% A AN R E S AR s L A IR RS
7

RS S i R 1PV X g

H A W

BT e 2onng| e Wi T
XK= A (g G g .
5] [&] [X 5] (%)

13| 3L 157



TR B BTF 2024 fR58 4 R

20241001~
1 120241217;20241223-13, 981, 669. 80|27, 022, 158. 17 0.00}41, 003, 827.97| 55.96
20241231;
ol 20241001~
# 2 120241220;20241224-15, 117, 900. 40/12, 583, 331. 77| 4, 000, 000. 00|23, 701, 232. 17| 32. 35
20241231;
3 120241217-20241217; 0. 00[15, 146, 783. 20|15, 146, 783. 20 0.00[ 0.00
j: 1 120241218-20241224; 0. 0045, 052, 261. 67|45, 052, 261. 67 0.00[ 0.00

77 R R

RIEGIE WA B — R NFPA RS DU 2091015 . I FO&X L R A LB R i #5t
B, Wy HE P EEAIRE ], AT S AR AN T R, AT REXS B A A R R (1) IR
R ] R 33 R [ ) RS o 4 28 ELAUE [l I, #3058 3 M eI M e ] R A S 7 2 . S 250
A BRI B 1 AR o (2) J BB ERIR BN KRR o S B BN 1 R AL [m] ] e Je i
A N REAT B A, ORI HE ™ AR AN RIS, RIS AT BE R A K UBE ] B P VAN I 4
B FE SR O B ALY S TN SE IR, X e AT B S R < B P R B B

(3) BB H bndn B A9 PR . L — BB KBS Rl A vl (e P 2 S RS/, SR
WHATIRIGR . 25 Frigz i 22 5 WHERI TG 1E,  IMAEAS SEELEE G305 H b Ar AL — € A E
Pho (4) e FIGEAT LA MU o U SR BT 5 RAURE (] v - 02k & B MR /DN, ARE
REAFBEI ST, SRR IRIE R G & R 2 E TR & R LTR 5. B RSER. AREEH AR
B UIRIE IR ), B PP R R B B e R AT SR R BE A, (R R S8 S R R %
HLA, B KPR EE I DR By W5 A A 5 E B

8. 2 MR B JUR K AR EEAE B
T

§9 #EXMHER

9.1 FEXMHHEF
1o AR 4 1 o [ M A 3R S
2. AEEM (HEEER)
3. AKEEM CHSEURLYIT)
4y KIS GEE P
5. JEEATER AL VR ILIE, B UR

s

B m

&
5k

B

6\

9. 2 FERCHN A
T AR X FAE R 1199 FIFRFIE O 3 1 S8 17 2
ol NMERT

o140 4L 15 51



TR B BTF 2024 fR58 4 R

9.3 AR
ek BT E N R g & e, W4 TR L E e, KA AR EWEEEN, W
GG NERM S S HARAT . IR #Z: 400-888-0001 (FuKi&#h) 021-

3878 4638 A FE|MHE: www. huatai—pb. com

HRMAEESEEARAH
202551 H 22 B

HO15 T 15 71

Dz



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


