ZAFFEE 39 B B s B Sr 3 5t
2026 455 2 2

\7U

FER G

2026 4£ 6 A 30 H

EEBEN: ZEXSETEARFTEAT
EEFREN: LIEBERRBRITROARAF
REIXHHEHE: 202647 H 20 H



A5 39 N RIS 2026 4E5 2 FERY

§1 EERR
HE L TN B B S R ARG P R A B B, 1R SRRk 5 K I8R
FEXE LA R S TR A e B AR AN I B TAT
SIEE N B AR K RARAT IR A PR A AR IE AR S RLE, T 2026 £ 7 H 17 HE#
T AW PO SR bR . PERIAR A ARG ENE, REEZABAEAEERICE. %5
PERRIA 83 H RIER .

S HN R DAUSEAS B iR 57 0 R A BRTE B 2 %7, (BRI S — e A .
HEE M AL SO AR AR I BB WK, B8 7EAE 308 R S Al LA 20 D 15 A
RS .

AAR A ht %5 BB R Z H
AREE 2026 54 A 1 Hig% 6 H 30 Hik.

s

B

§2 EE MR

K& PR ZAGFE 39 N H B i

R4 FAY 008523

LY (Wi L RTFF IR

HEeEREMH 2020 £ 3 A 5 H

i35 WK B & 0 AU A0 7,995, 843, 183. 27 f

Earid=Rin AFEG RCR R A BIASENS, RS E T2 (SR &
PR 7 J P A 485 o 2 R IR ] s WA s B8 7=, 7oK B 4 B8 7= () e A
JE A .

P AR INEE NEiE kS e

Sf AT YT B SRS 5 T, AN < DA AT BT EAT BBt da AR o ) ]
W, AREER A KNI R SRR AL S, Privaah s ik
WA R B o H R R 203, P st B H (BEE D A
BT E BRI H o AR SRS IR GTRN, NAESH
AR, B AT I AR A A B R 8] iR B H BT
PSRRI H 1, B8 BN AT [l 5 LM A5 R 2 23]

H o A5 FI SRS 5, ARG BO AR, NI 045 P XU 8 20 2 22
RIGIZTF KN AMPPREE R o 5 VPSR ARG RIVRLL . B0 T
PP RS, VAN RAASERRE G AT RO SRl i S
I 2R o TROR SRS 7 T, AN o £ 5 R T3 5058 1R XU Ui
TR0, DAL RIS S5 R R A 0 T 5 8 XU 7T 425 A S iR 2 e
VRIVEE A, B GF RIE, BORALAT AT B 8RR . 5877 SCRFIESR
BRI 5T, AR R ER s IO B RO E . AWE R, e
2 AN TRIE AR 22 8 108 BT SR, 787 A% 8 SR A AN B
o RIS b, BEAT B SORFIE S i 305 b P B e TSRO

e

1




A5 39 N RIS 2026 4E5 2 FERY

i, AEAEAN S AT PN S8 A 45 ORI 2 R, AN R R A8 e i 1) T 37
B HE B ST E B, BRI (SR HD £
Z AR I ARAT AR RN AR BTy TR T
IR SRS A B 5L

2+ JT BB S s

TFTSUIPY 5 < RN B A 150 B8 NN A 2 < A7 AT Y D05 G ] 7 AN
AR o DRI AR ik S A T TEUSAE OReASs B 7 0 24 BRI s % AR A 4 1 7l
W AE T BRI R, IR BB R s P RS, s v B

N e 3l R =4 115 JAF M R (BR) +1%

RS AL 2 R AT oM R g, PPN RS AN IO U e T B T I 2k 4, (HAIK
TIRG R G RR E RIS
WE QIEFR BB F & SR HANE) MR ERN, HEeE A
LA I < HAAH AR UK 52 Y1 BSOS R S0 AR i i i RS S8 AT
EEBT DI 5 DT A 22 < 007 i DX, <5 20 L A 445 SR BE DA% B LA 12 £
(R ERHTIF R ROV

HEEHA LR EHARTUEA T

HEFEN B AR R IRIT IR AR A 7

§ 3 EEMFSHEIINESIFERI

3.1 EEMFHEIR

Bfz: NRMoT

BB LN

WER (20264 1 H - 202646 H 30 H)

L AW S i

60, 371, 424. 44

2. A 60, 371, 424. 44
3. AT 35 35 4 4 B A A A 0. 0076
4. JHAR LG 07 1 8, 328, 759, 348. 69
5. AR JE S A0 A E 1. 0416

e 1y Prid e SHRR AR AW B 5 3 &1 & g, T 3 A SRl as k-1 2

T oET.

2« AW SLBIGEE TR S AR RSO . st licas . HABISON CR & A et shiieas) 1
B AR 5% 9 LA FIBEL B R Ja O A, AR 9 A 2 sl s in_EA 2 fe (B A2 sh il e
HI T A SR IR IATEAZ S, FTLL, A et EAR S A%, A O SR a8 AN A AL )

SR

3.2 EeHERI

3.2.1 ZESHFHER KR RIS RIS B A s R LR

b

Y IS
©

KA | AL STRE | Wb gt
O-® @-®
HEZEQ | HERE RO | by

%2 W




A5 39 AT TP 2026 455 2 B

HEE®
dE=AH 0. 73% 0. 01% 0. 93% 0. 01% -0. 20% 0. 00%
i EANNH 1. 43% 0. 01% 1. 86% 0. 01% -0. 43% 0. 00%
i % —4 2. 90% 0. 01% 3. 75% 0. 01% -0. 85% 0. 00%
U B 8. 19% 0. 01% 11. 26% 0. 01% -3. 07% 0. 00%
ok AR 13. 91% 0. 01% 18. 76% 0. 01% ~4. 85% 0. 00%
H A4 [
17. 38% 0. 01% 23. 72% 0. 01% -6. 34% 0. 00%
ARG RS

3.2.2 BESAFARURES RHFENKEED KHE RS EREA R

AN HEL
§%$%w¢ﬁEﬁﬁ%%ﬁ#ﬁ@&igﬁ%ﬂﬁ%ﬁ%%&é%%ﬁﬁﬁ%ﬂ
24.00%
22.00% //
20.00% /
18.00%
16.00% BET
14.00% T /
12.00%
10.00%
8.00% .
6.00%
4.00% ,//
2.00% T
0.00%
L =+ [} o (] L — o a I [=a] [~ [Wp] L =t [t} (1] (o] (] (]
9 F 9 9 99 o g g g gog g o opogoao g m
85 2 885 =283¢=285 288288 =28 9
[ } (-] (-] — — — (] ™J [} m m o =t =+ =t [Wig] [Tl (W] [£e] [As]
|— 2 H39 It RN R E — 23 FE39 M s B i A G %
1. AREAFRAENHN 202043 H 5 He
2. KRS EFBE, BEEHANYHRES A FRAERN AN H WS R oA & s
HEREEFRNZIE. ECHEREN, AESHEEHE LTSI SERMLE.
§4 BEANRE
4.1 B&ELHE (BEESLT/NA) FHH
TARIEG KRS LR | E% X
e % AR S e HIRR | F 25 Mol .
EHRHE | SEHE IR
e, AFEL11]2020 4 3 H 5 B 05 4 EWHS, BFL, CFAL FRM, JifE
T pEe s H [ LR ERAT et B IR A RN AT %

%3 W




A5 39 N RIS 2026 4E5 2 FERY

BB E AL S S FHEARAT A AT R 2

BRI 5 5 AR SEIE A IR A
7%% /NEIE S 28 L N DR S SR )
IRAm g, ZEHkE ﬂﬁ@“ﬂ
[E] 7 SR L B R B o BT A5 A 4 R
A PR DU 2 7 [ E o as e e 2 IJ”E
ZAG R 39 A HE IR RO TR %
B R AE PRI R R AR
B E . ZERE = HENIT G
RO B & ZER BRI —FE /T
WIR & RESF BB & L %15 180 REFA
WA RAE TR BT B <5 L A5 TP AR 3 fit
it BUIE SR 3 R 4 (LOF) (A4,

Lo BeAbfy AR A, “BEAERHN” RIEAFREN AT CERD HEHE.
2~ UEFF ML IR S ARHEIE AT ML B 2 CUESF AL AN 53 BEAR B B M) oSG TETR Mk A
SUTE A SR A

4. 1.1 BIARGRAERSE B E E I 3 S B N 2 S 238 [ i 2 A7 oL
B e G 0 AR AT L B VP A B RS 0

4.2 BENNREH AR SEEEMTE R RLR B

AN, AREEHN T (RN RISMEREF RS (ATFERIETF
WGSBS HINE) . (QIFEEIETF RSB EE R I NE) . (AT HRIUETF R A
Ef5 BPEEHINEG) SFEEEN. WE MR CIE KRG RNLAE, RBWMSHEM . B
TN e oy TE S (1R WIIKE 2% B VA S Bt G e s N iyl a2 A B il B St i E S R S
NBER R 7, BABFE RSO AR NAT A

=
m

4.3 NMFRXGETVEHH

4.3.1 ARG H ERHITER
RIERAP, RS ATERPIT GESRE S \SERE 5 ESE S L) RIA
FHE AT GAEHIRE, A T e B A 3 e M s 4

(ERLIUA

)
b\

4.3.2 REZGITARIERYH

it I AR KB A BE S BA AP B MA R A M R W 5T 8. RGN, KA T
AHRBHES SRS T ATTFEMN R H A58 5 AR S B/ I A58 5y B i 12 e 27 24 H K
A1) SIS o

#
N
=



A5 39 N RIS 2026 4E5 2 FERY

4. 4 RGN ZESHBRE REZIES

2026 fE A G KA REIL ARG, EMATF R MmN T HEERFETT s R .
TZEPE T A Rt [ E R & 5. A%, SRl A B B RS AR G A T R
YR F B V8 2 15% A, (B RFRE S U, RSO A BT B S R
WS TS, [ R RFFRILR RS 4. 1%, #20H S BE A R R 1. 4%.
Wik (s 5 B AR KE ) Bt CPT RILLEIF 1. 2%/ 45 . PPI [FLLikiE 38K, MN—ZAE
A AR N R 2. 8%-3. 9% B K

B TG R, IR RAT . AFEFEANEEILRAE IR, WA, TR
AERPE T R, BOR LRSI, 4ERF Sl By TR . MLF TR SCRE KR ah .
BKE, —FEE L EEGTNT 10bp T 1. 12%K°F, 10 4 EF/ME F4T 9bp 2 1. 72%K°F,
30 fE[E 5T N 4T 13bp 2 2. 22%7/KF, WaRFHIZBEUS . 3 4. 5 4F AAA R ZEYE 3 ) R 4T 13bp.
12bp Z 1. 62% 5 1. 75%.

2R AR PRI P A AT, R Rl B I T A PR 45 A AR SR B B AR (T 2, R X
I 2t P

4.5 WERAZSHFNLSGRI
BEARMREWRATESMHAIFEN 1. 0416 70, ARG RS AT EE KRN 0. 73%, [HY]
Mh 257 LA R AEUR 25 2R 0. 93%.

4.6 MEMAZRSFHAE ABRE SR HETE LY
o

§5 EAAWE

5.1 MEMREEF=HEHNR
F5 i H &8 O AR BRI (%)
1| BT - -
Hop: M - -
RewT - -
3| EDEW AR 14, 145, 154, 574. 35 99. 47
Hrpe figr 14, 145, 154, 574. 35 99. 47
BEE IR - _
4 | REEEE - -
LR ATAE S - -
6 | EANREERHTE™ - -
o ST C1R] I 1 S R B 4 i % - —




A5 39 N RIS 2026 4E5 2 FERY

RN

JJ_L

BAT IR B & &A1 44, 263, 433. 17 0.31
HAth %t = 30, 909, 173. 65 0. 22
&t 14, 220, 327, 181. 17 100. 00

5.2 MEMIRLATIARIBKERTAS

5.2. 1 MEMRIBATU D RIIFABRERRA S
A AR AR RFF A ML -

5.2.2 MEMIREAT WL RABRER R R BB A S
B AR S IR R VS RO R 5

5.3 FHIRIEA FMME o 2o S 387 1B EU A RN HR P B B R 1 B A 4

5.3. 1 MERIEA FMME o 2 B B LB K/ N U BT 22 R R W 4
ARG ARG WIRAR AR

5.4 WMEMREMISF I RN RFEFAS

5

157 ki

KfehE G

G T R E ] (%)

X 5157

AT R

Rl 7

10, 434, 421, 069. 08

Hrb: BORME SR

10, 434, 421, 069. 08

Al i3

Al R R 5 5

T ZE 9

AT (AT AZHAD)

A A7

15 BURT f5t

3,710, 733, 505. 27

44. 55

FHoAth

fif

14, 145, 154, 574. 35

169. 84

5.5 MMEWIRIEA SME 5 HE B 1$E PR/ NP BURT T4 R SR 3 3 A 40

e | G | BraR [BE GB | ARl o) | SEETTEERE] 0
1| 2303039 | 233Hi 039 | 35,400, 000| 3,543,078, 228. 40 42. 54
2 210208 | 21 [HJF 08 | 27,600,000 2,824,763, 661.63 33.92
3 160213 | 16 [EJF 13 | 24,500, 000| 2, 515, 492, 426. 43 30. 20
4 160310 | 16 ki 10 | 15,000, 000| 1,540, 884, 047. 94 18. 50
5 231004 | 23 VR 42 4,600,000 468, 721, 965. 85 5.63

5.6 & HIREA RMPE GESFFE L FINHEFP R+ 48 B SCRAESFR B R

%6 I




A5 39 N RIS 2026 4E5 2 FERY

4
AEE G AR IR ARFFA B SR SR -

5.7 MEWIRIZA SOMME o Ze 7135 LI /N HE R BT T 42 Bt R4 3 Al
AH G ARG WIRARFTFH SRR -

5.8 MEHARIEA SOME o ZE 3 7158 L) /NP TR 44 BGIE S B B 40
AT AR AR R ARG .

5.9 MEHIRAZR SR B I E MR S F LU

5.9. 1 AMEBM BB EBOR
AN G M AR AT J 4 15 7] o MG [ U0 B R S50 B s LEBII PR {5 B ER A%, AR BB A2

5 HE U S .

§

5.9.2 MEHRARE ST KBRS0 H
AT EAIRE IR ARG E A2,

5.9.3 AHE BRI
A HE 4 AR TE I 42 [R] b B FE G R O SR AR . LIRS (S B RS, ARSI A S

5 %55 5
5.10 BRAHEGREME

5.10. 1 FEEHBHFHHIEFNRIT ERABL T HALBEMIILREE, B
FEREHE HAT—FENRZBIATER. LHHHER

AT AL G IR AAUESR 109 R AT ke, [ OFRARAT o [ o BRAT A A 5 i
— A Py B ] (0 AP BT AR

PA_EEZR R B8 CLPAT A BT A% (BB DR SRIAURE , A5 S I E AN 22 ) 1 P R R E

5.10.2 ESWH A+ 2B ERGBHES G RL K EERTEE
AR BB 44 IR 2 A e D40 S M 6 PR S P AR e T N WA BE
iR S E Y IN SO

5.10.3 HABE AL

Fs TR e (o)

1 RIESE -

#
-
=



A5 39 N RIS 2026 4E5 2 FERY

JISCHIE 7 Sk

30, 909, 173. 65

WY A

PSR

RS AR

FoAt BYCGK

FHoAth

O || |O1 | | W (D

fif

30,909, 173. 65

5.10. 4 REWIRFFA KA T8 BOA K AT 5B 65 A4
AHE AR IR AR FFAT A+ Fe B v] 3 4 5155

5.10. 5 WMEHIRAT 2 BE P AEFE Z RFOLHI B
A AR IR AR AR

5.10. 6 BHAGWREMERFAbSCFHERH S
IO & AR, 2 A & e %

§ 6 JFAEEHHRSN

LR DA i

e T T2 < 0 00 i 0 7,

995, 843, 183. 27

e ST 1] e < 5 D0 3

Uak: A I I R < i DB [m] 4

75 U T 3 < 7 70 A2 B A A (A A
UL -7 3D

s A HH AR 35 4 1 A0 i 7,995, 843, 183. 27

$7 ZEEEANCHBEERERHAESHNL

7.1 ZEEEAFHEEEZSHIRHER
AR A AR B B R R AL

7.2 ZEEENZHERRERREFEEZ 5 A4
ARG, AR BRI B A 58 e A 4.

§ 8 I HE PRI MM EEFR

8.1 MEHIN B —HBE FEESHB LA BT 20085
o

%8 W




A5 39 N RIS 2026 4E5 2 FERY

8.2 MMBRE RN IMERGER

L ARG ER IR AT, B R RUASE AN BRASITR , $252 WA R s UM R 2% 8
FLSTNIS F e AN, A2 TR AR A S A H IR S BRA ZRE AT Je A, AR B O PP A Dl
Mo AR PR T AL AR A SO E 2 2 AR AR SR

2+ MRAEWM B A AT O T2E— 25 BUTE S it T RA R & THEN s &) (M= (2020)
22°5) BOR, AHEH 2022 4 1 A 1 HEHATH &R T RN, X DA A TR 1 el B
CATRUYIE I3 R N B A AT U 2 T AL BT B A5 R T 4

§9 BENMHFEF

9.1 FEXMHFHER
Ly AP R 2 v 22 A5 25 39 S H R WIT IR B2 IR I3 B 58 2k < B SR M A S A 5
2« (RAHEFE 39 DA IR G LR B e &5 )
3+ C&AFFEE 39 D HENIFM G B R SR &I E L)
4y CEIFFE 39 DA EMITG RIESF BB Ak S F Ui H5)
5+ HHENIE M & ZOR K HAR S A

9.2 TR A
ARG E N SFEE NWERT.

9.3 HEFHRX

RSO RTE 2245 R AT PR SR A ) ELER Wty A B, B AL (R B 2 A
B PR ST F A o

BN ARG B UGS, R ARSE RN ZERSEHARIUEAF .

& PIRSS HLAE: 4008-088-088

Pdk: http://www. essencefund. com

ZEESEEARFEAF
2026 4£7 H 20 H

%9 W



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.1.1期末兼任私募资产管理计划投资经理的基金经理同时管理的产品情况 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的境内股票投资组合 
	5.2.2报告期末按行业分类的港股通投资股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.9.1本期国债期货投资政策
	5.9.2报告期末本基金投资的国债期货持仓和损益明细 
	5.9.3本期国债期货投资评价
	5.10投资组合报告附注 
	5.10.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.10.2基金投资的前十名股票是否超出基金合同约定的备选股票库
	5.10.3其他资产构成
	5.10.4报告期末持有的处于转股期的可转换债券明细
	5.10.5报告期末前十名股票中存在流通受限情况的说明
	5.10.6投资组合报告附注的其他文字描述部分 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


