B PRI IRIE 5 K3 5 RO

523

=5

RIBEOESF B TS 2026 F£3

=]

2026 £ 06 A 30 H

HEFHN: BRESEEAGRAF
HEFEN: BEIEEROARAF
ZEHHEB: 202647 H 21 H




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

§1 BEERRN

S E BN NER S LEF RN S R B EIC 8 R T VMR s oK
W, IR RISENE . R TEAN SE B AR Al SO 5T

I FEE NEF ISR AR A PR A AR IE A 2 e 5 A ) 5E, T 2026 £ 7 H 20 HER 7K
W RS54 bR . IERIAR R A GG FENE, RERRNEMAERERILR, kT
P AR 3 B B8

BN RVE ORSEE . 80 5T A BENE P R 1, (EAPRIERE & — 8

R

B MIEENGIFAACRILARRERI - BB WS, BB LA B B8 PSR R A48
BEAR S HH U .

AR TR 55 R R L .
AERIE 2026 464 A 1 HigE 6 H 30 Hiks

§ 2 HEF= MR

FE TR FA T IR SR 2% Sk ETF
A TR WO (P AUEFF AR I HERIE 2% e Sk ETF $85)
H4 ARG 517550
oA 517550
B (Y 25 BT TR
s Cile Ve | 202241 H 20 H
et B A F 4 47 800 i 40 89,417,367.00 i}
e g e SR PREFAR I TR 2, 18 SR PR IEE w25 5 AN BR R R 22 1R B/
e Ad=RN .

AT R A R, B 5 2% bR A48 B ldn 77
S R A i 3 R I AL 6, JFAR AR A FE 2K
J A 7 B LU PR AR Sl 3EAT AR N T 8 o (ELAE PR R SR 15 T
PRI e R TAR TR Bl TR I, e
N TR U 358l 77 5 A 7E P 1) L A 15 B B2 4
ARG 2RI SR B AL G, LOE B BRER bR 4R 2
BB R H . RERTE RS EARR T (1D VEAERA PR
(2) briaEUS I Z# s TE™ AL s (3) AR
(IR 7 KSR (4D BRI RSt Z7 2 AT I Pl 3
K (5) PRIFREURM FFIR K BLE IS (6) hriTEEL
G ) TR R AL AR (7D oAt R B R ) A R < B
PR ) £ B A 25

AT B HoAh 3 B BRI HE . BRI . TR

810 3t 12 )




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

5127 R AT AT 4 00 23 $5 B8 SR o B3 7 SCRRIE 7 5058 SR
FTA A BB SR L AT IR B 3RE . S SRl BT M e il
AR J3 HY A5 b 55

b & Lk

HE R PO kR AR e %

IR 2 AL

AT i T SRR G, LTINS 2R e U ARG 7K T e
TR 5 RMTIEE.
AT G NN BB I SR R AR B 4, R e s A
SR BRI AR (107 ) AR B, JHXURS A e A AL 55 e PR i
JITRALL ¥ T3 37 2 45 1 RS A 2 RFALE AR AL o
AT B B TR TR AR B 2, 2 T s s R AL
R BTG  BBEARI L T DL RS S N A 2
Sty R AR AT XU, E0 4 B I T 3 A e sl AR A XU
(BB AT T+O B 5, AN A Bk 2k i
BRI, A A Al RER B B A TR S D 2 A e i
) AR AN AT REXS 3k 1 3R AR i 1
TR BB ML T 22 5y H AN BT AT HEH7 K (1 KU (£
WHIT T AR IS T, RO A RE L H 2L 5, B
AN RE SN S, RTREAT R — € A TE RS 25

FA T e B PR A ]

[ 5 27 Bt A1 PR A 7

§ 3 EEWM SRS HERI

3.1 EETEIRIR

gfr: ARt

FEW 5 WEW (202644 A 1 H—2026 46 H 30 H)
LAHA 2 S i 2 -7,710,552.17
2 AR -7,844,909.72
3R 35 5 4 A B A A A -0.0845
4 IR BE 4 5 1 E 53,695,947.78
SR B BAHE 0.6005

E: 1. ERESWSHR AR NAWEEE 53 &R BB, T A e L brlias

USR-S (o Rl

2 A s B i 2k e AR SR © BB S L HethlN A 2 fe (B e sh i ad)
FURRAH 2 B A FHIRAEL 457 9% 5 (K AR A0 AT Dy A 39 2 se B e fn_E A0 2 e (B 22 5

lEn s

3.2 BEEHEEN

3.2.1 ZHR T I A A A 3R R L5 TR M % b v A 2 R Y L AR




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

N pastang | DOPEN ) g | LR
BBt e K AR . HEUS 25 R A ®-G 2-@
@) HEE@
TE=1H -12.79% 1.08% -13.85% 1.04% 1.06% 0.04%
TEANH 21.16% 1.12% -22.01% 1.10% 0.85% 0.02%
TE—F 22.41% 1.03% -24.16% 1.01% 1.75% 0.02%
pU s o -21.93% 1.33% -27.48% 1.32% 5.55% 0.01%
iiﬁzz -39.95% 1.45% -44.62% 1.45% 4.67% 0.00%

322 HESASRAABURES R FEE KRR KL SRS EREE
e 28 FRAZZN ) LR

IR P IES SRR IR AL SETF R T 15 3555 T8 A Ml Sy EC A K o BC 38 3K Y 55 92 5K 35 =d

5. 00%
0.00%
. 00%
. 00%
. 00%

00%
. 00%
. 00%

00%
. 00%
. 00%

B

2022-01-20

o

T

(=)

—
|

2022-04-15
2022-07-09

[ ]
o
=
o

2022-12-26
2023-06-14

2023-03-21

2023-09-07
2023-12-01
2024-02-24

2024-08-12
2025-01-29

2024-11-05

2025-04-24

2025-07-18

2025-10-11
2026-01-04

2026-03-30

2026-06-30

| BEPErEREREAETF RS ERKE —3

| 2024-05-19

o4

]

B P AR H B SLETF 2l S Uy

513

3

§4 BEARE

4.1 EE&ELE (RESLBE/NA) FHr

EAEEMESZH | E5H
2 BR% PR Mol it B
FERE | E(EHM | FR
B, Wi, 2017 4F 7 H % 2025 4F 4 A1
PN TR FEEE AR AT TAE, PR
Sk | s 2025 4F 11 ) . R EATT TR . REH,; 2025 F
- H 13 H 4 AR ESERGRAR, BUER
i HE A100 22 5 BT s e B0 57 1%
YR FH T U KSR T A I SR AR EIE
903 0t 12 7T




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

KB IES (LOF). 87 ik R W
W Sk 2 5 BT 7 e O 2 4% 0 A
& TR PR R S AR BRI 4 T A
& FHTE R AR LR R A8 B BT
RIGBOEHR RIS . FH R I
FAE 5y BT i e BOIE 4% T 4
A 1 B AR K BE5E 5 B T s e BOIE 57
RS HEPIEEYRE EER S
RUTF i AR BOE 5 5 T R 4. H R HIE
A100 22 5 B4 I 7o i BOUE 57 4% 0 0 4
RENPERES. HE P IERAT FEE0IF
FRRIELE . R EIEA RIS S
RUTF i AR BOE 5 5 T R 4. H R HIE
A8 ) A2 5 BT i 4R 20E
KRR EREEEH,

=

ARG
Hags
(2
e

2025 4 4
H11H

2026 4F 6
H1H

16

%, Wid. 2009 4 7 H IR &
HARATR, ARSI EH,
EWR TR, WA,
FRRIE 100 FEEGEH R HE 4. HE
R 50 FREUE TR0 5 4. FHm
E KSR T i SR R AR R B R A S
(LOF). 7 FHE R A e BUIE S5 1%
YRS R IR B BE IR VR AR AR
TR IS R IR BN £ AL 5
B BGUIREOE 0 5 4 FH R E
i PORMT ML AZ 55 B 1 i B0k 75 4%
TEEA . FAR RS IE R 5 BT i A
FRBOE S RS . WM PiEE s 54
Wi AR ZE 5y B IF T AR BOUE 7 % B
G FAE R SRS 2 KRS 5 BT
IR EOE R R A SR SEH, YT
P 0= b A E Y 0 & B AR R PR
HSFEEOE R 4. FHm EREAEY)
EATRBOEF TS P IERAT
FRBOE S RS Fw PR % ek
FRBUEHANE SRR R IS . IEETE
BALEE AL (TMT)S50 22 5 BT i =0 48 £
WEFF BTG FH R TRAIE FE 15 S AR
FEN(TMT)50 22 & B 18 X Fa Hoik 77 5%
PRSI S . HE IR T
A Gy B I AR O 5 i ik 4.
PR IR 2% H T 2 R 5 BT i AR £
IEF TR . i B
IRAZ Bt A AZ 5 B i s BRI 4%

7

~




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

8 S (= e BTl w57 Nl TR A S
5y BT TR AR HOUE 77 15 5% 5k 4 ke UK
e HE LIERMIR 2R A 2 5 BT
G R R S A Sl S e A (A
] F 45 e B 52 5 B TR AR HiE 77
BB L FR I 800 H I &AL
Sy BB BOIE S 5 R L 4. R A
MR N T e AE 5 B i e BRI 4%
VRS EAH, HFERTREH.

E: 1 AReHEEeSHIER ANV ERAMH, FEEeL B ER H I
L PR S4B AR AP AR MR 2 WU E I GER At (XD HI;

2+ IEZF AR T ARAE A FIE R & GESFESLENMESF. HF, myEH
NN 53 B8 B ORFAIESR AL N 3 R AR SR € -

4.2 BRI A AR Sz MR <745 18 L A B

HEEBAFY: ARG N, ARRSEBN RS (P AR BENES 5 58 4
GIE) (ATFHEIEF R R RSB EE B INE) S5 IR RN L % T 5 e v U] ) 0 5 LA
e A B G (3 G 5 TR A 3 VSR I8, AN ISRAE TS SR T A i DU A PR 38 Y 2
BB, ARSI RTIR T, SR NSR BRI 2. AN, ResifE
REEAEI, TTIE R A ANFIRE AT N B MBI A BB 4T & A RIE A
R B R I RLE »

3 AR HETULH

3.1 AP35 R RPAT

S E N QN BGE I M T NE AN B R SRR, B DR A IR AL A A A PRI BEBE
o BGE NN 7R A G ER BN R IL I, HE I AL Y
PR, REEHAIA @2 EAHE, Wi RER A& SR GEHERI
PR LRI IR SRR PR K 7, #5585 L BEAE R B N AT BL 1 2R 3R, B e B AR A
PAE TR R I B AR Y o 8 BN IAR ST FE R 1R N ST SR AL S T A
G TC R AR S B4 TN T 1 i L

4.3.2 REZGHIT AT T

BB N RS RS A 2 8 1 F H R A5 R R IE R S B AT AL S
AN 2t 328 1) [ IS TR0 58 57 o i DR 15 5 2 5 PR 95 8 SR G sl P 558 7 2 1T R 2B 0 [ F B T 52
Gy, FeGEBNERM KRB A SRR MR AR, IFRALR&E, Sty e
A s L B R AT BB IR 21 B S R A




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

AR AN, AR SIS 5 B AS A AR DR AR e B R A SRER AT, &
F TR AL G S 5385 BT AT 50 R H R A2 5 S8 (K 0 A8 5 Bl i i e 7 24
H A E (1 5% 58 536 A 5 IR, IR TR B A TE AL 5 R B SRS 7 2210 R 2B I A1 32 5
T I N AR R B AT RE - BN 2758 5 AR 2 Sk (1 K S H A S AT N

4.4 HEWARZ ST RIEABIESHT

A I, AR AR 2 ke R (xiEs) Rk 13, 85%.

WA WIN, WA RINGS TR M, 1E AR FR AU s Tk 6. 44%, X
Hh BB R T A 2R o T B8 e — 2R W) O A R 5 R KUA T Bl R AE XU 6 30
HE s o

MEREE, HREHREEN TR, —FEEESH RN TELPF LK 2. 4%, 55
TIFI 7 GDP 1 3#, 35dAr BRI 0.7 AN E 4 s, DA R U S5 (2 7 2R BUOR RRS: A Hh,
(B 5 BRI A5 ORI BRI . GG, MRS R IAF TR ah il 2%, BAR. SURSE#&
b R B ORI K, T FH VA 2 ot B TEAE T T 2% o S IBOVH SRR T, 04 LI X 9 A
B I VEAE ST, ARUE A R B8 A 55 PR 1) T AR R I

TR A5 A Y TR B 0 SRR BB A 15 31 %, R 3. 35%. 2RI 4 Ak IR i
PRITEE, A T A RS HIE Tk Ak, KT AREESMIEIE, GALYERFE 99% /2 41
I, FEA b TE R TR HE A ERER

4.5 MEHAE KGRI

AN, RESHHEIGK R N-12. 79%, [FHDIL SR G K2 H-13. 85%.

4.6 MEMNESFE ANBEE ST EE U

A, A R R A ESE T A AT B S B NECE AN — A A
ERPHHER T T T,

§5 BEAGHE

5.1 MEMIRESFH~HEHNR

SEEAL: NRMT

Fa T H EH ) ob 2 G B P IR E AR (%)
1| BaEHTE 53,399,320.02 99.15

Hre 53,399,320.02 99.15
2 | BEeEHE




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

[ 5 WAL i 43

Hrpe it

B SCRRIE SR

BRI BE

ERLAT AR AR TR

KNG il

o KW e SRR AR

EEfh B

BT A H A 46t 337,645.67 0.63
HoAth 557~ 122,515.53 0.23
it 53,859,481.22 100.00

E: L. ERBGEE T s RE A Z AU R Fs I e N R T 25, 968, 456. 84 T,
H a1 E LU 48. 36%;

2+ URAL IR ERBBE TE W] IR B AR A (G M

5.2 MEMIRLATI A RIBRERTAS

5.2.1 MEHRBHEHEREZTW I RBARZRRAE

eHEAL: NIRRT

(e

A7V 35

~ARfE Co)

ob i 4 B 7 B EL A1) (%)

A

RS O N4

3,246,386.00

6.05

R

il gl

23,751,347.18

44.23

o |O|®

BT BT R BOKAE A
BERY

jesn4

HER R

433,130.00

ALl A REAIREOY

T Q|||

fEfE RO,

L]

5 AR SRR
5k

SR

G il

ML 55 R 55l

e N &N

KA ISR 2 Pt i P

R MRS B A AB AR S

A

DA TAE

e RE RS

wlmwlo|wlo|z|z|c|x| =

e
o

it

27,430,863.18

S

L]

750 12 0




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

5.2.2 MEPRBIRBRFZT IS RKBABRER T A S
AT AR WA R R RS BB N B

5.2.3 MERETIL I REOBRBEREBRERKAE

SEEAL: NRMT

sl ARME (NRFIT) B T IFE L (%)

BE RS - -
A H & A i T i 14,494,677.70 26.99
H &9 2 3,477,586.47 6.48
AT

T PR fi - -
Tk 3,318,078.14 6.18
EISSs %N 4,678,114.53 8.71
JE AR

J =

NGEA4 - -
it 25,968,456.84 48.36

T P by SR A RS ) [ Bt P AT Mk 73 bt o

5.3 & HIRIEA R E G E ST 15E H IR BB RS8B4
5.3.1 MEWIRIGHIE LA SHE 5 S B 7= 1#E HLBIRADHEF BVRT 44

EHREAA
GHRA: NRMt
e | mEmem | mman | 2R B | AnkE Go | T
tefl (%)
1 | 600519 PVl Eae) 4,600 5,453,254.00 10.16
2 | 000333 eS| 69,900 5,279,547.00 9.83
3 01810 INKEEF-W 244,000 4,586,082.97 8.54
4 | 09988 B B LW 56,700 4,572,563.99 8.52
5 | 00669 BRFsY 29,500 3,318,078.14 6.18
6 | 600887 BRI 5 3 127,500 3,054,900.00 5.69
7 109992 VL T 16,200 2,176,707.90 4.05
8 | 002050 —AeR 45,100 1,976,733.00 3.68
9 |09987 H R 7,000 1,943,120.06 3.62
10 | 002714 WO Ay 55,000 1,924,450.00 3.58

5.3.2 MEWIRBIRBIE LA SOHE o 2 & B 7198 FL B RN HE P B AT T4 B

L3 e gL

AT AR AR R RO AR R AR




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

5.4 MEFMIRLFTF MM DRI FFRFEAS
AT EAIRE IR R A 67

5.5 MEFARIEA SRME b S 5E LI R eSS IR T4 B 35 A 4
AIE AR AR R A 67 o

5.6 R HIARIL A SOAE G 2 B E HU R K/ INVHEA OB+ 48 B 7= SORRIE S
B4

AT AR IR AR I B SRR SR

5.7 B WIARIG A S 5 2 T8 EU B K/ EE R O B 42 Bt e R4 B 9
il

ARG ARG WRARFFA SR

5.8 A MR A SME G ES B 1#E I RN BET T A BGES B 48
ASF AR IR FF A BGIE

5.9 MEMRFE SRR KBTI 5 1FHL A

5.9.1 MEWIRAZESIH KB B 5 S8 25 BT 4
AT EARE IR AR TG BRI 5 2.

5.9.2 AE S HTBIRE KR BOR

AT G BB W SO XS FR SN, DABSIMR N F Yy, R B RS PEAT
SE G BRI IR B A 2 o SR R T R (048, SR EE T 4 KR A AR B AL 25 X
WEEELSERIGIEN IR

5.10 MEHIRAZES BB K E BN AL 5 1H 4L v

5.10.1 AHAE R BB BUR

AH 4 % 5 E G SRR T A R B 5 T ) R G K, AR 4 0 A R
HFEN, DIEHREAFERR, &R EGUH IR m R H G s E R . £ E R
Bt R, G B AE T R B AR 2 T 7 3 AT 55 T, O 7655 T (4 1%
FCRRTE . TRENTE B MR AE, B WAL E AT RO, OSSR
(CH 2 2 O B R o

ml}*



TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

5.10.2 5 HIRAE S BB 10 E 50 K RKF- S 15 5 B 48
ARHE AR IR AR P AT E G 55 20

5.10.3 A3 E R IR BRI
RARAEIAPY, A KA G 545 & 2 I 3 R B AR B

5.11 BBEHESMEME
5.11.1
Wt TASE ST AT+ ISR I RAT B R BB T I S L RH &, AR Y H
HI—FEHNZEAFETT . A TRTER.
5.11.2

AN He S P BT HHT A% B AR B < R E R 8 e B S P AN R BN DA AT
TR B BRI A e N PEFE RN

5.11.3 HAhFE =k
SEAL . NRTTT

hur
do

e s o)

FHARES 40,803.30

SCIE S Sk

Mg &l 81,712.23

YA R

Y TR

oAb SR

HAth

0| AN [N | B WD |~

AR 122,515.53

5.11.4 IREHIREFA KIAL T He B BT R 52 55 I A
AHE G AR IR AR R AT A+ e B I v] 3 4 5155

5.11.5 REHIRET 14 B A FEGUE 52 FR 1% O Kt B3

5.11.5.1 #E HRIGHB B AT+ 44 BER AR AR U SZ BR R 0L AL B
AN K AR IR SR B AT+ 4 BR P AN AR U R PR K15 DL o

5.11.5.2 SRR BE A T4 e T P A7 2R 038 B2 FR A% 00 ) it B
A A R 5 SR A T T T 42 I e AR S PR 5 0L

§ 6 JFAE S MRS

&
S
p=i
H
p=i




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

B
A5 I 4 ﬁﬁﬂ@ 98,417,367.00
i A5 J 3 () 5 4 HR U 3 4 -
I W %mﬁ%ﬂm@%% 9,000,000.00
s %%@ﬁ P LA E (A Bie b LA-"3H 1) -
A A R s A 0 i 89,417,367.00

§7 ESEENEHEERERFAESWIR

7.1 BE&EEANFEELES ML HFMR

B

T H 1380
A5 WA HAW B BN R (AL &y 11,784,100.00
i A5 H B 1] SN/ F ) A7 T -
2t A 30 1) 2 HH /0BR[] 3 0 -
A AR B BN AR SE 00 11,784,100.00
A A AR R B AR S 80 7 B2 8 e Bt ] (%) 13.18

7.2 ZEEFENZHBEARSRBAEST 5 YA

AR T TP 2 < BN TGI8 AT B e B A B 12 5 W4

§8 BAENMHFHEF

8.1 FENMFHEXR

Lo o RS B A B O3 e b ST A A 2 B PR 2 W) S0 A

2~ EAIE SR B P D3 2 A 7 PR Y MR B A 5 BT T AR BOE 7 5 58
He G VST I SCAF

3+ CHRE IR IR 28 e k38 5 RO BGRIR B R R S R e 5 )

4y (R TP UEY IR P8 Sk A 5 ROT I IR SO R R R AT E )

5+ CHHA IR HERTH 2% e Sk 38 5 BT G R BOIEZ7 BB S G S 45D

6 FeEE LSS BRI B

8.2 TR HE

HRESEHAR AT
Hodik: PRI AE H X R FE KIE 7088 5

o101 W 12 7




TR PR R 2 RS 5 BT G SR BOIE R B Bk 4 2026 4R 56 2 T4y

8.3 &R
R ST AR A T R A B A PR A T LI b A, B A i ] P SR R L e
AT PR A 7 25

el

R EX AR E PG LN, AEHNAEESEEHAHRESEHARA
2RSS R G 400-887-9555

Mk: http://www. cmfchina. com

HERSEHERAA
2026 7 H 21 H



	§1重要提示
	§2基金产品概况
	§3主要财务指标和基金净值表现
	3.1主要财务指标
	3.2基金净值表现

	§4管理人报告
	4.1基金经理（或基金经理小组）简介
	4.2管理人对报告期内本基金运作遵规守信情况的说明
	4.3公平交易专项说明
	4.4报告期内基金投资策略和运作分析
	4.5报告期内基金的业绩表现
	4.6报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1报告期末基金资产组合情况
	5.2报告期末按行业分类的股票投资组合
	5.3报告期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合
	5.5报告期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	5.6报告期末按公允价值占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8报告期末按公允价值占基金资产净值比例大小排名的前五名权证投资明细
	5.9报告期末本基金投资的股指期货交易情况说明
	5.10报告期末本基金投资的国债期货交易情况说明
	5.11投资组合报告附注

	§6开放式基金份额变动
	§7基金管理人运用固有资金投资本基金情况
	7.1基金管理人持有本基金份额变动情况
	7.2基金管理人运用固有资金投资本基金交易明细

	§8备查文件目录
	8.1备查文件目录
	8.2存放地点
	8.3查阅方式


