I ORHIE AR BE 25 PAE A 5 ROTIGRIR BOiE 7= e i ik & 2020 455 3 R

TR PIEERES PAR R BABIESF KB EE
2020 £E58% 3 FREM T

2020 4£9 B 30 H

EEEEAN: TRESEERFRAH
EERXEN: FEBRITROGERAH
WEXEHE: —O=-O0F+HA=*+/\H



IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

§1 EERR

SEENWE R KEFLRIEARIR G TR R O3 3 I
R B R, I A AR BT . R IR A SR M AR A Bl B AT

HEFRE NP ERIT A R A AR AR S S HHE, T 2020 45 10 A
26 HEM T AWM F IS Habn. PERIAB R AARE SN, FIEEZ%
NBENFAE RO E R SRR IR B RSt

B IR LSS F L B ST I SR N B A 18 F e, (HAVR
WEREE—E fA.

IS AN S AL IR BRI BB R, FeR G EAR 3% sk
T LA 4 58] 552 A i 4 RO FH B2 0 A 45

ARAR A I & TR R R T

A IHE 2020 £ 7 1 Hig2 9 H 30 Hik.

§2 EE&EHFMR

4 TRIFR ITRAEETREZ DA ETF
W W TETFR )
He 4 TG 159938
T AN 159938
F G E T T
HeERENH 2014412 A4 1 H
S IR FE ST | 930,283,618.00 177
I S IR PRI TR B, A8 SR R O 5 R A R R
#ewt H by
/IME
AT FECRH S A HE, RO FRAR AR 8 B il
o 11 B AR Rl LA B A i e B B A A, FEAR B
i arie .

P AR RO i S HA B R AL B gt AT AR L A 1 2
AN B 350 BE T ) 8 B i B 538 1l B 1 L




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

BIAMIS T2 5 55 7 1B 95%.

Mg L A L v HEA R B 2 P AR 4L

ARBTG5 WA v TR A L AR
&, FHHEMESSHRTNHES. RSN

JRUBSE AL 2 R AIE B, FECRH SR HNEIREFR R E LI,

HA S5hmiase. URFRRIEBURRE MR E T

AEAA ) PR WA 2 R ALE

IR I e AT TR

Hh [EARAT A A TR 2 7]

i
B> | B
i
[
P

i
iy
i
~

§3 EEMFMITMESHFERI

3.1 EEMFHR

B AR

5
F SRR (2020 7 H 1 H-2020 %9 H 30

H)
LA S 7t 531,933,268.42
2 A 160,586,048.25
ST 35) 35k 4 3 AUA ) 0.1389
4RI 5 1H 1,869,761,661.90
5 IR H: & A Bl E 2.0099

FE: (L Frid W SHabs N B RE NS 5 541 & TR, A
S i S BRI 3R AT BHR T BT 8507

(2) AWC LIRS IGIESAIFSN . FRI s HAR. CREA
FONE AR SN RR ) FBRAH G 3 FH G A AR A, AR Ay AR 391 2 S e b A 1
A M AEAEZI RS -
3.2 HEHERIN
3.2. 1 ARG RSO A 5 K 3 K H 5 R L St AR v 2 e ) L A8




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

N
Wy |
Bl || R
Y | wmomm |
B ks | | Wk | 00 | @6
kxO | s |
220 bt
o @
S =/
Eﬁz*:# I 3.25% 2.00% 2.31% 2.01% 0.94% -0.01%
o
J}?g/ Y| 3465% | 1.74% | 32.95% | 175% | 170% | -0.01%

ok —4 52.97% 1.63% 51.25% 1.64% 1.72% -0.01%

oE=4E 52.43% 1.57% 47.39% 1.59% 5.04% -0.02%

NP ik 68.86% 1.52% 58.27% 1.54% 10.59% -0.02%

flkst
FERVEH! 100.99% | 1.74% 84.75% 1.77% 16.24% -0.03%
4

3. 2. 2HE S E FAEMIRES B it EH KERF) KI5 RS LB #
W 3R R AR F H) LR
7R AR AR R 2] TAEAT 5y RUIF TR BRI $ E B 4
FUHFAE KR 5V 57 L AR 2 2 I s B vt L
(2014 4 12 H 1 H% 2020 £ 9 A 30 H)

124, 46% |1

110.63% ‘v hl‘l
06.80%
82.97% [
69.14% I’

55,32% ' f H W‘- /
A oy |
41.43% 1 1 A i il ¢ [\
| far, .rl l 4'1 m‘;" \\UJ'HJ H

f ..M,-"""'ﬂ P ] ol J
27 66% | . / ‘I,r-.a'“"r\’\ml" A"y ' il

13.83% / . ol PRl

0.00% 1 ) Py

-13.83%
2014-12-01 2015-11-21 2016-11-10 2017-10-31 2012-10-21 2019-10-11 2020-09-30

|— £ PiT 25 ES eTs — IHEEH|




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

4.1 EE&LH (RESLE /M) FH

§4 EEANRE

w4

AR R

HLAIPR

fEIRH
L

BAEH
L

UEZFE ML
FR

i

=

i

PN S 5
g, TRH
WEATR{E B
RAZ 5y BT TR
KIBFOESR
A St
S JTTRF
WEATR{E B
RAZ 5y BT TR
KIBFOESR
ARy e
e R I 2
S&H; TR
HHE TR 24
PAR G MTF
AR HOIESR
PNy
NS T
HegH, |
RHIERE T
FEIBE ke
UEFF P07 2k
EHHEES
TR HIIE
FUREFE A K
J& 3 AL 5 A
T AR EGIE
FRTTREEN
e, |
KRR B
W IE] R R
2 5 I
FREIE R 5
S ot UK

2017-04-
20

12 4E

B, B,
FrA T ERETR BT 5
W MNEAE S . AT R
B e B AT IR =M
AL R, HE
BB R 0 M 1 ETF
Bk < B BRI 7T 0




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

RS
ZH; TTRYP
/N 300 32 5
R R 2L
RS
2
IR H/R
300 %2 5 B
R BUIESF
&ﬁﬁ e

EMEEA
ffﬂ; IR HHIE
IRFENVAE 5
R R 2L
W RRESE
FNESSTEZ P
7R HIERR
FENLAE 5 BT
TR BUIE 7
S aAE Sy
AR
Hegm, T
KAUEE T
Oy BT ETE
PO Z7 4 ot 3
EMEES
Py TTRHIIE
E A 5T
AR BUIE SR
QA ST
PR
Hezgm, T
KAEFRZE T
V& =Rty g
TR FE T 5
EMEES
By TR
A 5 BT
AR T AL
EMEEs
PPN Yl o
A 5 BT
AR T AL
Rl e S|




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

HEeni

PN N
SR, TR
UE A4 m kv
WA 5 BT
X BOLE %
e S B S
g, TRF
EA¥E(E B
RAZ G RFF Il
X BOLE %
A S B S
g, TRF
EA R B
RAZ 5y BTk
X BOE S
ey iy
B I 4 fr Ak
SR, TR
HIE 4= 36 4
HF=AE 5 RUFF
AR EOE S
PR L I
SR, TR
HHIE 4= 3 AT ik
TH AT 5 I
AR EGE S
B e R
BRI 41
g, |
RAE AR B
2y AT SR
Fri = F8 HiE
FRHEIEE K
AR S
HUE A2 LR
IR HHIE A TR
REJE A 5 BT
AR EOIE S
PR e
SR, TR
HIE 438 A
BEAZ 5 BTF i
NI BOE S

2014-12-

01

21

MBI AE, S BFEEh
+, KA EREF R
W MNAER . EE
KWEIEZ A B 2~ = 5T
7, WYRESRE AR
NFIERITSME, Tk
SEHARA A HER
TR AT, TR
RIS S TRIRIE
100 F& % 5> kT
RERELH(H 2012
5 H7HZE 2016 4F 7
H 28 H). I R¥iEE
7 e E o JOIE I B 7 5
SREZH(H 2015 47
H 23 HFE 2016 4£ 7 A
28 ). T KHUEEEH
R 100 5 BAUIE SR
R ERELH(H
2014 4 10 A 30 H&E
2016 £ 7 H 28 H). |~
KN 300 32 5 R
FCFE BOIE F B0 2 4
BEEeReaM(H
201146 H 9 H# 2016
£7 A28 H). | kH
/M 300 %2 5 BY TSR
TREGE R R SRS
ZH(H 2011 £ 6 H 3
H % 2016 47 H 28 H).
IR AFHIE AR BETR A 5
R T e 7 5 77
Hh 4 kD SRR 2 3k 4 0
G4 (H 201547 H 9
H % 2018 4F 10 H 9 H).
7R R A R AR
Gy B R HOE 2 4%
ot Ik G G R L 4
e (H 2015 4F 8
H 18 H% 2018 4F 12 H
20 H). 7k HiEe R E
B AT 5y BT IR
BOUE 757 $8 9% i 4 ke =X




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

RERENHESE Bt eReaM(H
g TTRYF 201548 H 18 H 52 2018
R4 TE 4l 12 A 20 H). T kH#
FEAE 5y BT TR WEEfR R EH R 5
A HOE T2 FF i BOIE 55 3% 5t 3
prRE R &I G A (H 201547
AL 4 1 2 H1HZE20194 4 H 2
S8 TR H). R FIE4A e Tk
HHE 4R Tk 5 5 BT I FE BOIE 27
L5 BT GRSl W
BEGIE SR % SREZH(H 2017 46
EMEES H 13 H#% 2020 £ 8 H
H; =T 21 H).
Rl PSS Zg L

VE: LARHR F A2 R H e A =] 2 75 B AR RS H 3

2077 MK Y& SCEMAT L B2 GIEZFAL AN 3 B B IMED BIAH R R
SE o
4.2 BEANRER AT EESSEERTEHB KA

AN, AIEGE NPT (PN RIS EREF RS EE) &
ARIGEINLEEE G e F RN BEA RS SFRIIE, A5 W
SAG M BN ST RS BT IS S G B 7, A AR P XU R Ak b, D
S NEOR KM 2 . ARG AR B SE G0, TRFERERFGA
A AT, SEERRGHE AT &0 AL & & R RLUE .
4.3 A PRSERHH
4.3.1 AP 5 H B RPITENR

DRI R BT R AR, INGRAZ By o3 BOIA T A A R R,
FF I8 S AT O AR S KR B AP , ORAIE 2152 5 B U (4 S B

FEPCHE SIS R 5 T, 2> R SENL T 7™ R B8 26 30k A 1) B R A3 B AR AR
W, BB A IR BRI SRR T A 7] ik e, St dl a2 BAARPLEE A
ATELE RS, B R BR 3R/ E e A s AR . £ S iR,
e Gy R T AR S . AR BB IS SRESPE IR, AT RD
PR o e TR AR 2 S IS 42 1) 5 B I B B8 58 5 R GTx e 5 oy i A
BEAT SN ML % S P, SCBLE BT AR A KUz P s RE A B I I X 50 BE  WEAT
e AE By S AR O M SR ARG A%, SEILAE Bt KU (1 2 1«



IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

ARG, IR AP G I SR PATIE LR AF, AR RHAEZET
NP, KRN T 5 HI
4.3.2 REZHAT R T TULHA

KIREWN, AFTEFTARERAES 50 ATZMZ o+, KEA
7] H I 10 38 5 BRAS 35 /0 1) B30 38 B Bt A% AIE 27 24 H S 1 5% I3 5

RIREIAN, RRIUAIE S A TS EOR A T3E 5 R s fiik (6 57 5 28 5
4. 4 REHANESRE KENZBES T

G I, AN 4 BRI e 4 R AT A M B R TR A, RIS RbR e 5L
PR RS JBE PRI A) R S AN EE AL R Fie A B B 20 s AR A (R Fi B0 i 5 2 HLA R
AR S HEAT A LI RS o RSN, A4 22 5 R S el 1B, ISR R ok
KA A

2020 4F 3B, FEHEEF SR, ONRBORE D K Bk, RBEEEDE
2 Gt 2 R R TAERAF AN, A5 Esk 2 MRk, TR AiEh
R, SR SHE RS, BEEIR, 6 A6 AL Tk i
WK 4.8%, 8 HIMHIK 5.6%. A RTHA 2 FEMAKRE Lik/E, 3 ZE4k4k
RIS BRI 7.82%, VRIE TR K 7.63%, H/MREE Fik 8.19%,
BINVIRFE bk 5.60%, thilf 4 3eBE2g ARS8 1k 2.31%. 2GRS sl 1 5
Wiy, T 7 BT S R T SRR G e s 8 H, A 2 B R FEE L
WK 6.2%, FXTT 1 HA-7 A 5.7%KE, 4ERFK RS EARYUE L
SEACAIIRR B, RIS HE KR E . N2t E A OS5 R R — K
o T E AT DAESCH VRS EFA — e . AT AR5 E bR —
AN A 2R, BN EE AT U At A BE A B S B BEN,
I I4R /N S I A 2B
4.5 REPAZESHSRI

RN, ARIEE R EIHERY KRN 3.25%, RISt LRI 76 %
N 2.31%.

§5 BHEAGHE

5.1 EMRESHHEHNR



IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

4 R
FF5 i H EH(T)
[ EL A1 (%)
1| Bt 1,856,329,682.26 99.03
Horr: SR 1,856,329,682.26 99.03
2 | MRS IR - ]
Hrpr: fiigz - -
B HFUE SR - -
3 | REBRE - -
4 | ERTA IR TE - -
5 | EANREERT ™ - -
Forpre SR R 1 SR IR 65
ST ' '
6 | HATAE A S AT S it 15,212,280.39 0.81
7 | At 2,951,060.52 0.16
8 | &if 1,874,493,023.17 100.00

67

,906,151.00 7z,

HE: (1 BRSBTS R B GRS EIS(E, T 5.2 & THIAE
AR AR A E G E -
(2) AFEGARME PR S 5 5 @l k27 A Wb 55 A IE SR A S E

7 3 4 0 P HE Ee ] 3.63%
5.2 MEMRBATI A RPRERTHE

5.2.1 MEYRBATUDRNENBRERRHE

~ . b7 3 G T A
e el ~IMHE (6D B
Eefl (%)
PN VN NN N | 4 - i
B LR ) )
C [HiJi&Nk 1,437,007,699.67 76.86
5 BT A0 VR KA R R N | ]

N4

10




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

E |5l 13,029.12 0.00
F R ARSI 104,836,749.89 5.61
G s, CAEEENL 18,653.36 0.00
H [ rE Aol - -
| {5 BB AFFIE BE ARSI 29,854,388.49 1.60
J &Rl - -
K |k ; _
R A ; ]
M B} FAE A RS 107,467,561.18 5.75
N KR FREEAT 2 L350t i I 15,348.36 0.00
O |ERIRS . BIAMHARNR S - -
P [##H - -
Q |PAMMETE 174,738,970.92 9.35
R b, EMES - -
S | 2,377,281.27 0.13

At 1,856,329,682.26 99.28

5. 2.2 MERIRIAT W RERER B R B R R R AS
ASH AR R AR R I8 I BB 5T SR
5.3 MEHIRIZA ME & S F 1 E LI R/ MR RT 42 R R R B 40

B i A 4 B
Fa | AR i S A B HE(R) | ARUMEQGT)

THE LLB1 (%)
1 600276 TE 5y [ 25 1,972,844 | 177,200,848.08 9.48
2 300760 WL HREST 210,504 |  73,255,392.00 3.92
3 603259 24 I 5 1ot 597,739 |  60,670,508.50 3.24
4 000661 K mHr 162,921 | 60,222,118.44 3.22
5 300015 % /R AR} 1,159,417 | 59,617,222.14 3.19
6 300122 BRAEY) 368,711 | 51,365,129.41 2.75
7 300142 IRFRAEN) 888,213 | 45,192,277.44 2.42
8 600436 Jr AT 9 173,617 | 42,244,488.44 2.26
9 002007 a2 W) 630,408 | 35,230,151.92 1.88
10 600196 HERZ 694,498 | 34,106,796.78 1.82

5.4 MEMIRZFFF WA RNGFBRAS
AT A IR ARFFA 157
5.5 MEHIRIEA RME G ST 3E LB RN HEF RIRT T4 2 5 3 B 40

11




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

RIS ARG IR AR FFA i 57
5.6 IMEFARIZA RME LTS = 1#E LI K /NHEF R RT 14 B P2 SCRRES
HE A
AT ARG AR AR R 7= RIS
5.7 MEMRILAARME SEESH=IFELH R DHFRITLL RERREH
il
RIS ARG ARARFFE T8 .
5.8 IMEHARIZA AME LTS T = 1#EH H I K /NHEF BT 2 BUE S 3 B 4
RIEG ARG AR R FEH BUIE -
5.9 MEMRAESRFEWRIBHHRZ S B HH
(1) AREEG AW IR AR B4R 52
(2) RIS ARMAE N AT BRI ) o
5. 10fR & IR A E SR B I E A5 B3
(1) ARHE ARG WA ARG B 61
(2) ARFEEAMAE WA AR IEAT H G2 5 .
5.11 BBEAEMEME
5. 1L 1RGN, ARSI MR+ 2 RAT BRI A,
et gmi] H AT — R Z B A FFE T AT
B.11.2 AHRAHAN, FESHTEIIHT 44 MR U 4 4 R B 11 46 e 1
SR o
5.11.3 HAMBE=FER

%

/

P 5 L4 FR EA ()

1 A7 RAIE < 362,596.82
2 I WCIEZ7 9 SR 2,533,979.25
3 JSZUSC I

4 R ) 54,484.45

5 o2 AT FR K

6 FoAt SR

7 e 9%

12




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

8 HoAh
9 &1t 2,951,060.52

5.11. 4 REWIRFFA KA T8 BOH K T H 457 B 40
ANH AR T R AR RFAT AL T IR w] e 5157
5.11. 5 $REMIARA 148 B EE A A FEUE 2 PR B LU It A

VLI 52 PR
| REAT | REAK | mARHE

RS T TLIE 2 R
FELLEI(%) | 1H LU

(t)
. REEFLN
1 002007 | #% 14,120,600.00 076 | o5
P o
AlSE I
2 600196 | HEE?Z; 4,911,000.00 0.26 ig?‘JEJ:”‘“
152 PR
§6 HBRAEEMBEHEZS)
AT
A W) EL S0 AU 1,517,283,618.00
AR 2 HA S S 5 HR 4y 92,000,000.00
Yl AR S BAFE 4 5 [B] 477 40 679,000,000.00
AR WHIE S P74 2 Bl 40 0
AN 7 1A HA R 3 4 40 0 A 930,283,618.00

§7 ESEHEANCHEARSRELEESHRL

71 EEBBENGHEEZSHTRINFR

AR T I N B BN R B AT &0 B
72 REEHENCHBEARERRELEEST S YIH

AMEWA, BEEHEAAFABHBEA RS G . B e LAt
BRI DL

13




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

8 MHREERRPOMEERFE

8.1 &N A — B E 5 E e B LA B B T 209 1K UL

i N B A 2 BRI L A IR A R e
Bt ﬁﬁ%@ W | s | g
2] v \L‘ S 2y 2
yu | | oo | %ﬁ‘” v | PO | G
(] [X []
336,4 320,7
BN 1 2020%770212'2020 17,90 - 20,67 15’6%3225' 1.69%
1.00 6.00
IR
ik 4 45
2z
2 5
B Tk 765,6 1748
| 1| 20200TOL2020 | gz | ILTOB | gy o 602479253 | g, e
ik 75 % 8.00 ' 0.00 '
R E
e
B 2 A
&
72 i A R

I, A A AR B B R O L 3 B L 2006 (1 15 L, Hh AT RE S 2R
FRIRFAT RS B BB AT B LERON SRR, ANt 1 R U el T
RE 20T 2k e B I VR R AHER B A O AR 1 D0 N 2k 8 BN AT REJC i I I
AR T 4 B8 AR $ 58 R B o] R s A ol 50 3 DR [ i A ik <t B S8
TATAEH RS B#ERT 5000 7576, FeidnlRelnefiafEr. S
EEIFEE ARG G FISEE I . ARSI B KX 3 <5 (0 KA H B AT w A PPAS O
EEINDT, SER AR RS E LS, YIS OR A AR .

§9 ZBEXHEF

9.1 FENXMHER
L e [EHIE W 2 T R e A 48 2 2 AR 22 5 B I AR HOIE F7 4% B 2 4
SIS
2. (IR AIE AR EE 2 PAAL 5 R GER BUE A R 5 3k & 2 & A
3. ("R IE AR EE 25 LA S 5 ROFIGRIE HOIE TR 5 58 2k e 48 1)
LRFENSYIRY

14




IR IE AR R 25 AR A 5y ROT IS BOIE T 5 B 5 & 2020 4R 57 3 /4R &

5. G BEME S5 B HEAE . B IR
6. 3L FEE N LSS B kgt fE . B
9.2 fFRUM R
I TR X E M B R 1 5 0R A E bR R s 31-33 #k
9.3 HFHTR
LASHIE B P8R AT AEE N ) S 2 A5 B, AT 4% AR 9 Ty S AT B A
2. A . S EE N ML http://www.gffunds.com.cn.

&

JTRESEHARAF
—OZ=O%+HA=+/)\H

15



